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O6bem cpeacTs Ha genosutax B LIB, mnpa. py6.
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WHpvkaTop 3HaueHve Nam-e Wam-e, % Bbinyck Close Uam-e, % YTM, % Wawm-e, b.p.
Hedb (Urals) 48.78 -6.28 -11.41 v UsT 10 99.73 0.35 4.66 -4
Bornoto 613 -23.30 -3.66 v POCCWUA 30 112.88 -0.22 5.69 3
EUR/USD 1.2996 -0.0200 -1.52 [ Fasnpom 34 128.04 -0.80 6.43 7
RUB/USD 26.3311 -0.0478 -0.18 v Bank Mocksbl 09 105.12 0.48 5.92 -21
FF Fut. Hos.07 4.895 -0.04 v 0®d3 25057 104.00 0.00 6.08 -2
FF Fut. Prob (4.75%). Hos.07 71.0% 7.0% N 03 25058 100.60 -0.23 5.95 18
EMBI+ 407.04 -0.24 -0.06 Vv 0O®3 46020 103.00 0.00 6.77 0
EMBI+, cnpag 177 7 L) Mrop44-06 110.15 -0.20 6.66 2
EMBI+ Poccusa 448.54 -0.71 -0.16 v Moc.o6n.68 107.60 -0.32 7.03 7
EMBI+ Poccus, cnpag 102 5 L) Moc.o6n.58 107.60 -0.02 6.55 -3
MIBOR, % 3.30 -0.51 [ KOMMU 8B 06 100.25 0.00 7.48 -1
Cueta v pen. B LIB, mnpa. py6. 776.5 58.7 8.18 " P>XA-0706n 102.82 -0.23 7.07 4
MICEX RCBI 101.24 -0.07 -0.07 [ HIFK UTEPA 101.30 0.00 8.39 -5
MICEX o6beMmbl, MH.py6. Bupxa PMc Cymm. PEMNO  EspoceTb-2 99.45 -1.33 11.18 162
KopnopaTtueHble 437.7 3430.5 3868.2 7626.3  TexMHBCT-1 98.60 0.00 11.41 2
MyHuumnansHble 164.9 289.1 454.0 24449  nMocCrp-2 101.15 0.00 9.94 -7
FocynapcTeeHHble 139.8 0.0 139.8 0.0 HOTK-03 06. 102.30 0.00 7.79 -12

n BHYTpeHHWIN [ONTOBON PbIHOK

» Buepa Ha BHyTpeHHEM [O/NrOBOM pblHKE TOPrd MNOCNAE AJIUHHBIX BbIXOLHbIX
npoxoaunu Bano. CymmapHbiii TOprosbii 0BOPOT B HErocyfapCTBEHHOM CeKTope
coctasun scero 4,3 mnpa. py6. Mpu 3tom 6GonbluMHCTBO Oymar Toprosanocb B
HeBOoMbILIOM MUHYCe, uTo BblIO CBA3aHO, B OCHOBHOM, C YXYALWEHUEM HaCTPOEHWH
Ha BHELUHEM [OJIrOBOM PbIHKE 3a BPEMS POCCHMMCKUX MPa3gHWKOB, rae AOXOL4HOCTH
us-treasuries nokasasM YMEpPEHHbId POCT, a POCCUMUCKUIM CYBEPEHHbIA Cnpajg
HECKO/IbKO pacluMpunca. Jinaep no obbemam TOpros KOpnopaTMBHOrO cektopa, 1-i
ebinyck T[] Konelka c noraweHuem B uioHe 2008 ropa, notepsn 0,1%, noxoaHocTb
Bblpocna Ha 7 6.n. no 9,73% roposbix. B MyHMUMNanbHOM ceKTope aKTHBHO
Toproeanacb MockBa-39 ¢ norawenvem B utone 2014 ropa, KOTUPOBKKM KOTOPOW
cHusununcb Ha 0,4%, aoxogHocTb Bbipocna Ha 6 6.n. go 6,69% rogosbix

» [lo HawKM oueHKaM KanuTasM3auus KOpnopaTUBHOINO CEKTOpa BUepa CHU3WIAachb

:i ij Ha 0,05%, myHuumnanbHoro cektopa — Ha 0,09%. CHuxienue kanutanusauuu
oa ;s CekTopa rocbymar coctasuno 0,06%, kanutanusaums 10 Haubonee NMKBMOHBIX
63 s, rocbymar cHuaunaco Ha 0,1%. Kanutanusauus 10 HaubBonee NUKBUAHBIX BbIMYCKOB
62 51 KoprnopaTWBHOro cektopa cHusunacb Ha 0,02%, MyHuUMnanbHOro cekTopa — Ha
6.1 so 0,21%.
6.0 49 P CerogHa v 0O KOHUA 3TOW paboyel HeAenu Mbl He >KAEM CYyLeCTBEHHOM
59 48 aKTUBM3aUMM TOProB Ha BHYTPEHHEM [OJIrOBOM pbiHKe. Ha peHeXXHoM pbiHKe
538 47 coxpaHsetca CTabuibHOCTb, pYybNeBoM NIMKBUAHOCTM AOCTAaTOYHO, a CTaBKM
57 46 overnight» c yTpa ocratotca Ha ypoeHe 1,5 -2,5% roposbix.
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JonroBble PbIHKK

HoBocTn u KoMMeHTapum 10 auBapsa 2007 r.
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Cnpagpl pybnesbix KoprnopaTUBHbIX 06nuraLuii

moH.06  non.06

KOMEWKA 01
PycAn®-3s

MocsHepro2

aBr.06 ceH.06 okT.06
Cnpag YPCU 06 k O®3 27026

Hos.06 pek.06 aHB.07
Cnpap Mstepouka 02 k O3 25059

KopnopaTueHbIit cermeHT

Jugepbl 06opoToB
Bupxa + PTC, mnH. py6.

430.01
370.37
157.62

rMOPOMALLIC1 150.30
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1.95
1.25
1.10
1.05
0.88

149.74
129.72
118.99
100.00
89.77
86.91

N3m-e, %

-0.10
0.20
-0.25
0.20
0.00
0.00
0.00
0.00
0.00
-0.13

Nupepsl pocta/napeHus

Pasrynan®2
3onCenura1
YpanCss/H4
AOMLUEHTPo61
MITC-04 06
Mmnnosnsad1
BenKMnioc-1
PycTekc 2
CuHeprus-1

EBpoceTb-2

© BaHk MockBbl

€D DD D DD € D> €

Mapenve, %

-4.40
3.03
-1.99
-1.40
133

aHB-07

n BHelLHWe [ONroBble PbIHKM

» Us-treasuries. Ha BHelwHem [0NroBOM pblHKE B OTCYTCTBMM  3HAUYUMMOM
MaKpOCTAaTUCTUKM COXPaHsiNacb OTHOCWTESIbHAs CTabuibHOCTb. PbIHOK Toprosascs
«MOA BMeyaT/ieHUEM» OT HeLaBHEro CWJIbHOTO OT4YeTa MO PbIHKY Tpyaa,
ony6/IMKOBAHHOrO Ha MNPOLWON HefeNe W HECKONbKO YMEPUBLUENO ONTUMH3M
YYaCTHUKOB pbIHKA.

C yTpa KpvBas [AOXOOHOCTEW us-treasuries BbIFAAOMT creayloWwmumM obpasom.
LloxonHocTn 2-netHux obnuraumit coctasnsiot 4,8% roposbix (Hynesoe W3MeHeHWe
MO CPaBHEHWIO YTPEHHWMH YPOBHAMM BTOPHHWKa), 5-netHux — 4,66% (-1 6.n.). 10-
neTHWe us-treasuries Toprylotca Ha yposHe 4,66% rogosbix no goxomgHoctu (-1
6.n.), 30-nethre — Ha ypoeHe 4,74% roposbix (-1 6.1.).

» [ybnukyemas cerofHsi CTaTUCTHKA, Hefle/ibHble [aHHble MO PbIHKY WMMNOTEYHOro
KpPeAWTOBaHWA, TOProBbld OanaHC W pPeruoHafibHbld  MHAEKC MNPOMbILLIEHHOM
aKTUBHOCTH, BPSAL /iU CMOXET CYLLECTBEHHO M3MEHWTb PACCTAaHOBKY CH/l HA PbIHKE.
Takke cerofiHa cocToMTCS BbICTynieHWe npe3upeHTa PepepanbHoro baHka Yukaro
Maiikna Mockoy, oT KOTOporo, B CBeTe NOCAEAHWX COObITWH, HE CTOUT OXKMAaaTb
MO3WUTHUBHbBIX ONS1 PbIHKA 3asiBIEHUM.

» Emerging markets. Bo BTOpHMK MHAEKC eBpoOG/Mrauui pasBUBaOLLMXCA CTPaH
EMBI+ notepsn 0,20%, a ero cnpag pacwupunca go 179 6.n. (+2 6.n.). Ungekc
espoobnvraumit EMBI+ Poccusa ynan Ha 0,03%, cnpag vHaekca coctasun 104 6.n.
(-2 6.n.). Eepoobnuraumn «Poccusa-30» Ha TeKyliMi MOMEHT TOPryloTCA Ha YPOBHe
112,813 /113,0 npoueHTOB OT HOMHHana co cnpagom K UST-10 8 104 6.n.

» BeHecyana u TaunaHp npenogHOCAT HENPUATHbIM CIOPNPU3 HMHBECTOPAM.
Mpeangent Benecyanbl Yro Yasec BO BTOPHWK 3asiBUi O HauuoHanM3auuu psga
KPYNHEWLIMX  KOMMaHWKM  cTpaHbl. B uWx uucno  BoWjer  KpynHewwas
TeNeKoMMyHUKauuoHHaa KomnaHus ctpaHbl - CA Nacional Telefonos de Venezuela
M  pAag  3HepreTMyeckux Komnawwi. bBonee Toro, Y. UYasec coobwmn o
HauMoHanusauunM  HedpTenepepabaTtbiBaloOLIMX  3aBOJOB,  MECTOPACMNONOXKeHUe
KOTOpbIXx Haxogutca B obnactu peku OpuHoko. [laHHas HOBOCTb CW/BHO
obecnokouna  WHBECTOPOB W npuMeesa K  NafieHUio  eBpoOB/MraLmi
NaTMHoaMepWKaHckol cTpaHbl. MHaekc EMBI+ BeHecyana notepsin BO BTOPHMK
0,67%, a ero cnpag pacwupuncsa Ha 10 6.n. go 221 6.n.

AHanoruuHas cuTyauust cCKnagblBaetcs M B TauiaHie, NpaBWUTESIbCTBO KOTOPOro
Tak)Ke MJaHUPyeT JIMWKUTb KOHTPOS MHOCTPAHLEB Had KOMMNaHWAMMW CTpaTernyecKux
oTpacnien ctpaHbl. KomnaHuu cTpatervyeckux cCeKtopoB TaunaHga € MHOCTPaHHbIM
Kanutanom 6yayt obssaHbl 3a 3 Mecsua cokpaTuTb cBou naketbl go 50%. K
CTpaTerMyeckuMm, B HaCcTHOCTH, B TaufaHAe OTHOCATCS TaKWe OTpac/ii Kak CenbCKoe
XO3SWCTBO M TENIEKOMMYHUKALMH.

HenpuaTHOCTH C KOTOPbIMKM CTOJIKHY/IMCb WMHBECTOPbI B 3TUX 3KOHOMWKAx MOryT
OrpaHWuMTb NPUTOK KanuTana B emerging markets B Hadane 2007 roga v cospaiot
onpefeneHHble PUCKMU, UTO B UTOre MOXeT NPUBECTU K PocTy TpebyeMoi npemuu B
foxoAHOCTH obaurauuin eBpooBMraumi pasBUBAIOLLMXCSA CTPaH.

» Typuus. Buepa Typuus npoeena gopasmelyeHue eBpoobsiMrauuii ¢ noraweHuem
B 2016 u 2036 romax Ha $1 mapg. BoHAgbl HOMMHMpPOBAHbI B amMepPUKaHCKWX
ponnapax. 9-netHue obnuraumu 6bin npogarbl Ha $500 maH. no uene 101,875%
oT HoMuHana. [loxoaHoctb no 6oHpam coctasuna 6,73% roposbix. Obaurauum c
norawennem B 2036 rogy 6binu npopaHbl ¢ auckoHToMm B 4,125% oT HomuHana, a
J[OXOAHOCTb MO HWM cocTasuna 7,21% roposbix.

» OuaunnuHbl. Bo BTOpHWMK @uaunnubbl  npoganu  25-netHue  rnobanbHble
obnvraumm Ha $1 mnpa. Kak coobwmn ogvH M3 IMA-MEHEXKEePOB pasMeLleHus,
JOXoAHOCTb no obaurauuam coctasuna 6,55% rofmosbix, 4YTO uyTb MeHblle
opUeHTUpoBaHHbIX paHee 6,6% roposbix. BoHapl ¢ norawenvem 15 awusaps 2032
roga 6binv npopanbl no ueHe 97,862% roposbix. Obaurauun npegnonaraloT KynoH
B paamepe 6,375% ronosbix.
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JonroBbie pbIHKK Kanenpapb cobbiTun 10 aHBapsa 2007 r.

274 e pyona 336 .' KANEHOAPbL COBbITUM HA ONTOBOM PbIHKE

- CErogHA
’ 33.9 18.01.07 OuepepHoe 3acenanue baka AnoHuM. PaccMoTpeHue Bonpoca 06 3MEeHeHUM yYeTHOM CTaBku
27.0 30.01.07 .
21,0107 OyepepaHoe 3acegaHue komuccun FOMC. PaccmoTpeHue Bonpoca 06 U3MEHEH!M yYeTHOM CTaBkv
26.8 34.2
«s ] KANEHOAPL NEPBUYHOTO PhIHKA
YTP/ YTM
264 NlaTa OMUTEHT, Cepus Bbinycka O6bem, MIH. Cpox / (nporvos Pas6poc
348 obpalLeHust OpraH13aTopoB)
26.2 CErogH<
26.0 35.1
mioH.06 wmon.06 aer.06 ceH.06 okT.06 HOA.06 pek.06 sHB.07 n CTATMCTM KA CLUA
pybnb/nonnap —— py6nb/espo (wkana cnpasa)
Mocn. Oxupaemoe  [pownoe  ®akTnyeckoe
[lata Mokasatens
nepuog 3HaueHMe  3HayeHue 3HaueHue
121 Aluana BanioTHLIX pLikos 1.24 02.01.07 Mrpekc lenosoi aktueHocTi (Manufacturing ISM) nek.06 50.00 49.50 51.40
120 i -
04.01.07 WHpekc ﬂerloaow akTueHocTM B cpepe yenyr (ISM non 1k 06 57.00 58.90 5710
119 1.26 manufacturing)
118 .
05.01.07 CraTucTika pbiHKa TpyAa - Yncno HobIx paboumnx mect 1k 06 110 000 154 000 167 000
17 128 (Non-farm payrolls)
116 -
05.01.07 CraTucTika pbiHKa Tpyaa - YpoBeHb 6e3paboTuibl Lex.06 450% 4.50% 4.50%
15 130 (Unemployment)
114 ’ CEMO[HA  Toprosbiit 6anakc (canbao, MApA. Aonn. ) H01.06 -59.50 -58.90
13 ' 11.01.07 Canbgo (hefepanbHoro GiomkeTa, MAPA. A0, 7Aex.06 26.00 11.20
12 ’ 12.01.07 /IMnopTHble LieHbl nek.06 0.20%
" 12.01.07 OKCNOpTHbIE LieHb! nex.06 0.40%
1.34
1o 17.01.07 WHdnsums B npombilunerHom cextope (PPI) nek.06 2.00%
109
WioH-06 nion-06 aer-06 ceH-06 okT-06 HOA-06 nek-06 aHB-07 17.01.07 Wrcpnsiuus - Core PPI (04uueHHas oT BMSHAA Le Ha nek.06 1.30%
JPY/USD —— USD/EUR (wkana cnpasa) NPOZIOBOMNLCTBME U SHEPreTHKY)
18.01.07 WHdpnsaums - Mkpexc notpebutensckix uen (CPI) nek.06 0.00%
Hedtb
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JonroBbie pbIHKK Kanenpapb cobbiTun 10 aHBapsa 2007 r.

KaneHgapb nnaTtexen no obnuraunam

pasmMep BbInnartbl,

[ata Bbinnatbl OMUTEHTDI O6bem, MrH. py6. ™n
MITH. py6.
11.01.2007  [Oukas Opxuges, 01 1000 28.17 KymnoH
11.01.2007  MMK-TpaHc, 01 650 37.27 KynoH
11.01.2007  MMK-TpaHc, 01 650 650.00 odepTa
11.01.2007  Kasab, 02 1000 24.93 KymnoH
11.01.2007  Yysawms, 03 500 11.97 KyroH
15.01.2007  AMXK, 03 2250 53.31 KynoH
17.01.2007  O®3 27019 8800 438.79 KynoH
17.01.2007  O®3 46003 37298 1859.77 KynoH
18.01.2007  ALBK, 03 1500 37.21 KynoH
18.01.2007  TA3MPOM, 03 10000 400.00 KynoH
18.01.2007  TASIMPOM, 03 10000 10000.00 noratlexme
18.01.2007  WHMPOM, 02 1000 59.84 KynoH
18.01.2007  Pycarpo 01 1000 58.14 KynoH
18.01.2007  Pycarpo 01 1000 1000.00 odepTa
18.01.2007  Akytwns, 35001 2500 49.55 KynoH
18.01.2007  Bonrorpag, 01 400 9.67 KyrnoH
19.01.2007  Koneiika T/, 01 1200 29.17 KymnoH
19.01.2007  WpkyTckas o6n., 01 700 12.90 KymnoH
19.01.2007  Axyws, 05 2000 40.33 KymoH
20.01.2007  MUA, 01 2200 32.55 KynoH
21.01.2007  Mocksa 39 5000 252.05 KynoH
23.01.2007 M3, 01 750 18.51 KynoH
23.01.2007  MockoBckas o6n., 04 9600 263.28 KymnoH
24.01.2007  MKB 01 500 13.09 KynoH
24.01.2007  MKB 01 500 13.09 KynoH
24.01.2007  O®3 25059 8985 136.65 KynoH
24.01.2007  O®3 25057 40817 753.05 KynoH
25.01.2007  COHO3 6akk, 01 1000 23.06 KynoH
25.01.2007  AK BAPC, 02 1500 61.71 KynoH
25.01.2007  BHewwToprbaHk 05 15000 231.86 KymoH
25.01.2007  EBPP, 02 5000 61.33 KynoH
25.01.2007  MotoBunux. 3aBogbl, 01 1500 74.79 KyrnoH
25.01.2007  PXA, 05 10000 332.59 KynoH
25.01.2007  Cesepcranb-Asto, 01 1500 84.14 KymnoH
25.01.2007  Cesepcranb-AgTo, 01 1500 1500.00 ochepTa
26.01.2007  YXK, 01 500 12.47 KynoH
26.01.2007  YXK, 01 500 500.00 odepta
26.01.2007  3®KO, 02 1500 78.53 KynoH
26.01.2007  3®KO, 02 1500 1500.00 odepTa
28.01.2007  Mocksa 47 5000 126.03 KynoH
30.01.2007  Mocksa 41 5000 252.05 KymoH
31.01.2007  O®3 25060 14898 21543 KynoH
31.01.2007  O®3 25058 40655 638.56 KynoH
01.02.2007  AVKK 02 1500 83.18 KynoH
01.02.2007  AMXKK, 04 900 19.74 KynoH
01.02.2007  Buktopus-®uHaHc, 01 1500 74.05 KymoH
01.02.2007  BukTopusi-®uHaHc, 01 1500 1500.00 ocbepTa
01.02.2007  T'a3npombark, 01 1500 53.10 KyroH
01.02.2007  HNK 01 500 31.04 KynoH
04.02.2007  TatTenekom, 03 600 17.38 KymnoH
05.02.2007  AHAO, 01 1800 90.74 KynoH
06.02.2007  MUA, 02 1000 23.68 KynoH
06.02.2007  MUA, 02 1000 1000.00 odepta
07.02.2007  WckmtumuemenT 02 500 15.58 KymoH
07.02.2007  HOTK, 02 1500 78.53 KynoH

Wctoununkn: REUTERS, pacyeTbl BaHka MockBbl
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Pyb6neBble obnurayuu 7 7 10 aHBapa 2007 r.

OMUTEHTDI OBBbEMbI MOrALUEHME/ BbIKYN LEHA W3MEHEHMUE,% OOXOOHOCTb,% [OIPALUA
M?_I(:Oz% M?'libs;g KynoH,%  TloraweHve Odpepra MH;M::T' Mokynka [Mpopaxa AeHb Hepens mecsy HKO Tekywas Knoraw. Kodepre [wop. net. Moga. giop

Utorun TOpProB rocyfapCTtBeéHHbIMU o6nuraumammn

OBP 02 0.0 - - 23.06.2009 15.03.2007 98.96 98.51 99.40 0.00 0.00 0.43 - - 0.43

OBP 03 0.0 - - 22.09.2009 15.06.2007 97.87 97.77 97.98 0.00 0.00 -1.97 - - 0.80

0®3 25057 0.0 40817 7.40 20.01.2010 - 103.65 103.30 104.00 0.00 0.00 0.29 1541 7.14 6.21 - 2.71 2.55
O®3 25058 4.4 40655 6.30 30.04.2008 - 100.60 100.60 100.75 -0.23 0.00 0.08 1191 6.26 5.95 - 1.25 1.18
0?3 25059 28.4 41000 6.10 19.01.2011 - 99.94 99.92 100.05 -0.01 0.00 027 1270 6.10 6.26 - 3.56 3.35
0®3 25060 0.0 40733 5.80 29.04.2009 - 9969 99.50 99.87 0.00 0.00 005 1096 5.82 6.08 - 2.15 2.03
0?3 26198 1.0 42117 6.00 02.11.2012 - 98.00 97.75 98.00 0.34 0.00 033 1085 6.12 6.42 - 5.02 4.72
O®3 27019 0.0 8800 10.00 18.07.2007 - 103.74 0.00 103.99 0.00 0.00 -0.43 4767 9.64 274 - 0.50 0.48
0®3 27020 0.0 8800 10.00 08.08.2007 - 104.12 0.00 104.30 0.00 0.00 -0.01 4192 960 2.79 - 0.56 0.54
0w®3 27025 0.0 25806 6.00 13.06.2007 - 100.15 100.00 100.30 0.00 0.00 -0.31 444 599 576 - 0.42 0.40
O®3 27026 0.0 16000 7.00 11.03.2009 - 101.15 100.60 101.70 0.00 0.00 030 518 6.92 6.12 - 2.03 1.91
O®3 46001 0.0 60000 10.00 10.09.2008 - 103.69 103.55 103.84 0.00 0.00 -0.52 7.40 9.64 5.95 - 0.89 0.84
0®3 46002 0.0 62000 9.00 08.08.2012 - 110.12 109.75 110.48 0.00 0.00 0.68 36.00 8.17 6.21 - 3.95 3.72
O®3 46003 0.0 37298 10.00 14.07.2010 - 110.87 0.00 110.95 0.00 0.00 0.14 4767 9.02 6.09 - 2.58 243
O®3 46005 0.0 27477 0.00 09.01.2019 - 46.33 4580 46.85 000 0.00 152 0.00 0.00 7.08 11.24  10.50
0®3 46014 219 58290 9.00 29.08.2018 - 109.10 109.10 109.40 -0.46 0.00 0.37 29.10 8.25 6.45 - 5.32 4.99
O®3 46017 7.0 80000 8.50 03.08.2016 - 106.51 106.51 106.60 -0.14 0.00 0.33 12.81 7.98 6.48 - 6.59 6.19
0?3 46018 771 62878 9.00 24.11.2021 - 11161 111.61 111.87 -0.30 0.00 040 6.66 8.06 6.54 - 8.64 8.11
O®3 46020 0.0 30000 6.90 06.02.2036 - 102.92 102.50 103.34 0.00 0.00 0.57 2760 6.70 6.78 - 12.66 11.86
Bcezo 62.7 589793

WcTounnkn: REUTERS, pacyetbl BaHka MockBbl
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Pyb6neBble obnurayuu 10 aHBapa 2007 r.

OMUTEHTDI OBbEMbDI NMOrALUEHUE/ BbIKYT LUEHA W3MEHEHUE,% [OOXOAHOCTb,% [OIPALIUA
fﬂioi% MonibgyS KynoH,%  MoraweHune Odepra MT:::T' Mokynka Mpopaxa AEHb Hepens Mecsily HKO Tekywas Krnoraw. Kodepte [iop. net. Mog. aop

Utorn TOpProe MyHuuunarnbHbIMU obnurauuamm

Bonrorpag, 01 0.00 400 9.70 17.07.2008 - 103.00 000 0.00 0.00 000 019 2179 942 7.48 - 1.41 1.31
Ka3aHb, 02 0.00 1000 10.00 11.04.2007 - 100.60 0.00 0.00 0.00 000 -005 2438 9.94 7.82 - 025 0.23
KpacHosipck, 05 0.00 1000 8.50 18.10.2008 - 101.00 101.00 0.00 0.00 0.00 3.38 1933 842 7.46 - 166  1.54
Hosocnbupck, 03 0.00 1000 13.00 14.07.2009 - 11150 000 0.00 0.00 000 -176 64.82 1166 7.24 - 212 1.98
Tomck, 01 0.00 300 12.00 22.11.2007 - 10448 000 000 0.00 000 142 6.18 1149 6.81 - 0.83 0.77
Ydpa, 04 0.00 500 10.03 03.06.2008 - 103.28 103.10 103.45 0.00 0.00 0.05 9.61 971 7.65 - 133 1.24
WTtorn ToproB cy6denepanbHbIMM o6nurauusamm

BalkopToctaH, 04 0.00 500 8.02 13.09.2007 - 100.80 0.00 000 0.00 000 010 2571 7.96 6.88 - 0.66 0.62
Benropoackas o6n., 04 0.21 320 14.00 29.04.2008 - 10715 0.00 107.15 -0.05 0.00 -3.86 27.62 13.07 7.87 - 1.21 1.12
Benropoackas 06n, 31001 0.00 2000 8.38 10.11.2010 - 101.35 101.35 10169 -025 000 -0.12 12.63 827 8.21 - 329 3.04
Bonrorpapackas 0611, 01 0.00 600 11.99 11.06.2009 - 104.15 104.00 104.30 0.00 0.00 854 1151 8.09 - 137 127
Bonrorpapackas o6n. 35001 = 0.00 700 12.00 17.06.2010 - 105.52 105.35 10569 0.00 0.00 142 625 1137 7.97 - 178 165
Boporexckas 0611. 01 0.1 600 13.00 15.12.2007 - 10550 105.10 10550 0.19 0.00 -047 9.62 1232 7.03 - 0.89 0.83
Boponexckas 0611. 02 0.00 500 13.00 18.06.2009 - 102.82 101.30 110.00 0.00 0.00 -045 855 1264 11.14 - 217 1.95
Wpkytckas obn., 01 3.86 700 10.50 22.07.2007 - 101.25 101.00 10125 0.13 0.00 -0.09 17.42 1037 7.71 - 051 047
MpkyTckas o6n. 31001 0.00 1500 9.50 17.12.2009 - 101.68 101.52 101.84 0.00 0.00 0.00 3.76 9.34 8.19 - 158 146
MpkyTckas o6n, 31002 0.00 900  8.00 23.10.2008 - 99.81 99.66 99.95 000 0.00 -0.15 13.33 802 8.17 - 099 092
Kanyxckas o6n., 01 0.00 300  9.00 24.12.2007 - 0.00 0.00 0.00 0.00 3.95

Kapenusi, 34009 0.00 2000 8.40 02.06.2010 - 100.14 000 0.00 -99.00 000 -0.16 7.82 839 8.12 - 269 249
Kuposckas 061, 01 0.68 400  8.39 22.12.2008 - 100.70 100.45 100.79 0.05 0.00 0.05 279 833 8.1 - 138 1.8
Komn, 05 0.00 500 13.00 24.12.2007 - 10544 104.77 106.11 0.00 0.00 -0.14 570 1233 7.25 - 091 0.85
Komn, 06 0.00 700 13.50 14.10.2010 - 116.08 116.00 116.15 0.00 0.00 -0.39 32.18 1163 7.16 - 3.08 287
Komu, 07 0.00 1000 10.00 22.11.2013 - 106.34 104.77 109.72 0.00 0.00 -287 12.88 940 7.88 - 491 455
Komu, 08 0.00 1000 9.00 03.12.2015 - 96.55 9512 102.00 0.00 0.00 -027 3107 932 8.14 - 596  5.51
Koctpomckas o6n., 04 0.00 800 12.00 11.03.2008 - 10450 104.00 0.00 0.00 000 -127 921 1148 7.30 - 1.10  1.03
KpacHosipckui kp, 34003 0.00 3000 7.00 01.10.2008 - 99.68 99.60 99.75 0.00 0.00 028 1860 7.02 7.00 - 117 1.09
KpacHogapckwit kpaii, 01 0.00 1000 10.00 15.05.2007 - 101.14 101.00 10127 0.00 0.00 -028 1534 9.89 6.54 - 035 0.32
JlennHrpapackas o6n., 02 0.54 800 14.01 08.12.2010 - 12550 12153 12550 1.21 0.00 -1.16 9.98 11.16 6.63 - 321 3.01
Jlenunrpapckas o6n. 03 0.00 1300 12.50 05.12.2014 - 130.07 128.15 138.00 0.00 0.00 -0.31 856 961 7.25 - 558  5.20
Mockosckas 061., 03 0.00 1000 11.00 19.08.2007 - 103.10 102.70 103.30 0.00 0.00 -0.42 4279 1067 5.80 - 058 0.55
Mockosckas 06n., 05 0.52 12000 10.00 30.03.2010 - 107.60 107.50 107.69 -0.05 0.00 042 20.14 929 655 - 213 2.00
Mockosckas o6n., 04 0.69 9600 11.00 21.04.2009 - 109.60 109.30 109.90 -0.20 0.00 0.25 2321 10.04 6.60 - 2.02 1.89
Mockosckas o6n., 25006 530 12000 9.00 19.04.2011 - 107.60 107.60 107.80 -0.18 0.00 0.27 1899 836 7.03 - 361  3.37
Hwxeropoackas o6n. 02 0.00 2500 10.24 02.11.2008 - 103.43 103.25 103.60 0.00 0.00 -0.19 19.08 9.90 6.85 - 1.06  0.99
Hosocubupckas o6n. 02 0.00 2000 13.30 29.11.2007 - 103.59 102.06 10525 0.00 0.00 -024 1458 12.84 935 - 0.84 0.77
Camapckas o6n., 02 0.00 2000 6.82 09.09.2010 - 99.02 0.00 100.16 0.00 0.00 030 4.86 6.89 7.32 - 326 3.04
Camapckas o6n., 03 2223 4500 7.60 11.08.2011 - 101.05 101.05 101.34 -99.00 0.00 0.64 1124 752 7.53 - 388  3.61
Teepckast 0611., 03 4.02 800  7.95 30.11.2008 - 100.45 100.05 100.52 0.03 0.00 0.27 849 791 791 - 176  1.63
Tomckas o6n., 03 0.00 600 10.00 13.10.2007 - 102.19 102.08 102.30 0.00 0.00 -0.75 2411 979 7.08 - 0.74  0.69
Tomckas o6r, 34026 0.00 900  8.00 09.11.2009 - 99.50 99.30 99.70 0.00 0.00 010 1337 804 755 - 215  2.00
Tynbckasi 06n., 31001 0.00 1500 8.50 28.06.2009 - 102.95 102.70 103.20 -99.00 0.00 0.39 256 826 7.38 - 225 210
Yamyprckas pecr, 01 0.00 1000 8.20 27.12.2008 - 100.43 100.25 100.60 0.00 0.00 -024 292 817 8.12 - 185  1.71
Xabaposckui kpait, 06 0.00 1000 8.00 24.11.2009 - 100.83 100.75 100.90 0.00 0.00 0.10 10.08 7.93 7.30 - 183 1.7
XMAO, 02 0.00 5000 12.00 27.05.2008 - 101.50 100.00 107.77 0.00 0.00 -0.08 14.47 1182 1107 - 130 117
Yysaiums, 03 0.00 500 9.50 13.04.2007 - 100.65 0.00 000 0.00 000 0.00 2342 944 7.1 - 025 0.23
Yysawus, 04 0.00 750 12.33 27.03.2009 - 110.01 109.00 0.00 0.00 0.00 0.01 3547 1121 747 - 196  1.82
Yysaiuwms, 05 0.00 1000 7.85 05.06.2011 - 102.04 101.90 102.17 -99.00 0.00 0.22 7.31 7.69 7.43 - 379 353
Akytns, 03 0.00 800 12.00 17.06.2008 - 105.05 103.50 108.60 0.00 0.00 -1.10 6.90 11.42 849 - 134 123
Akytns, 05 0.00 2000 8.00 21.04.2007 - 101.95 99.90 000 0.00 000 1.57 1797 7.85 1.01 - 027 027
Axkyns, 06 15,57 2000 10.00 13.05.2010 - 107.36 107.12 107.37 0.10 0.00 0.33 1479 931 7.20 - 241 225
Axkytust, 35001 0.00 2500 7.95 11.04.2013 - 102.30 102.20 102.40 0.00 0.00 0.64 17.86 7.77 7.63 - 428 397
AHAO, 01 0.00 1800 10.00 03.08.2008 - 105.00 100.00 0.00 0.00 0.00 -028 43.01 952 6.69 - 143  1.34
Apocnasckas o6n., 02 0.00 1000 12.78 03.07.2007 - 103.04 000 000 0.00 000 -035 245 1240 6.44 - 047 044
Apocnasckas o6n., 04 0.00 1000 10.50 26.05.2009 - 106.10 0.00 0.00 0.00 000 -1.00 1323 9.90 7.48 - 215  2.00
fApocnasckas 06n., 05 1.52 500 7.75 30.12.2008 - 99.85 99.35 99.85 025 000 -0.35 234 776 7.86 - 187 1.73
Mocksa 42 0.00 3000 10.00 13.08.2007 - 10520 000 000 0.00 000 0.00 1562 951 1.17 - 057 057
Mocksa 31 0.00 5000 10.00 20.05.2007 - 101.51 100.01 105.00 0.00 0.00 -0.39 13.70 9.85 583 - 035 0.33
Mocksa 40 0.00 4000 10.00 26.10.2007 - 103.11 102.51 103.70 0.00 0.00 -0.58 4.66 9.70 5.57 - 068 0.65
Mocksa 43 0.00 5000 10.00 17.05.2008 - 107.00 0.00 0.00 0.00 000 -093 1452 935 471 - 127 1.21
Mocksa 29 0.00 5000 10.00 05.06.2008 - 105.35 104.80 105.89 0.00 0.00 -0.33 9.59 949 6.06 - 134 126
Mocksa 36 0.00 4000 10.00 16.12.2008 - 108.50 106.50 0.00 0.00 000 046 6.58 922 539 - 180  1.71
Mocksa 47 0.00 5000 10.00 28.04.2009 - 107.37 0.00 108.10 0.00 0.00 -0.69 20.00 931 6.06 - 206 1.94
Mockga 41 0.00 5000 10.00 30.07.2010 - 108.03 107.85 10820 0.00 0.00 0.09 4466 926 6.47 - 3.00 281
Mocksa 38 15.72 5000 10.00 26.12.2010 - 112.28 112.25 11250 -0.08 0.00 -0.16 3.84 891 6.54 - 340 3.19
Mocksa 39 30.17 5000 10.00 21.07.2014 - 109.90 109.90 110.00 -0.35 0.00 0.77 4712 910 6.69 - 551 516
Mocksa 44 9.53 20000 10.00 24.06.2015 - 110.15 110.05 110.15 -0.05 000 0.60 4.38 9.08 6.66 - 6.24 585
Bcero 144870

Mctounnkn: REUTERS, pacuyeTtbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTbI

HedbTb 1 ras
FA3IMPOM A3
FA3MNPOM A4
FA3MNPOM A5
FA3MNPOM A6
Tykovin 02
HIK UTEPA
Mocob6bnras, 01
PyccHedTb, 01
YamypTHIT, 01

OneKTpo3IHepreTMka
BawuknpaHnepro, 02
BawkupaHepro, 03
M'vopoOrK, 01
IeHaHepro, 01
MarHe3uT, 01
MocaHepro, 02

PKC, 01
CepanosaHepro, 01
TaTtaHepro, 01

®CK E3C 03

®CK EJC, 01

®CK E3C, 02

CBs3b
Bonratenekom 03
BonraTtenekom 02
Oanbceasb, 02
Lanbceasb, 03
MITC, 04

MITC, 05

MeradoH

MeradoH, 03
PTK-NN3WHT, 04
CubuvpbTenekom, 04
CubupbTenekom, 05
CwubupbTenekom, 06
CwubupbTenekom, 07
C3 Tenekom, 02

C3 Tenekom, 03
CMAPTC, 02
CMAPTC, 03
TatTtenekom, 03
YPCW 04

YPCW 05

YPCW 06

YPCW, 07
LleHTpTenekom 04
LlenTp. Tenerpad, 03

MeTannyprus
AmypmeTann, 01
VHMPOM, 02
VHMPOM, 03
MavpWHBecT, 01
MawupUWHBecT, 02
Makcu-I'pynn, 01
M3 um. Ceposa, 02
HM3 um. KyabmuHa, 01
HCMMS3, 01

OMK, 01

Pycan ®uH 02
PycAn®uH, 03
CsoboaHbin cokon, 02
CI MEYEN, 01

CI' MEYET, 02
CesepcTtans, 01
TO MEYEN 01
TMK, 02

TMK, 03
Tynayepmet 02
yTnas, 01

© BaHk MockBbl

OBbLEMbI

O6oporT, Ob6vem,

MIH. py6.  mnpa. py6.
0.00 10000
17.04 5000
0.00 5000
18.40 5000
0.00 6000
0.00 2000
0.00 1000
0.00 7000
0.00 1500
0.00 500
0.00 1500
0.00 5000
0.00 3000
0.00 1500
3.74 5000
0.00 1500
0.00 500
0.00 1500
0.00 7000
0.00 5000
7.27 7000
0.00 2300
0.00 3000
0.00 2000
0.00 1500
0.00 1000
0.00 1500
0.00 1500
0.00 3000
0.00 2250
15.37 2000
0.00 3000
0.00 2000
0.00 2000
0.00 1500
0.00 3000
0.02 500
0.12 1000
0.00 600
0.00 3000
0.15 2000
0.00 2000
0.51 3000
0.00 5623
0.00 700
0.00 1500
0.00 3500
0.00 5000
0.00 1500
0.00 1000
0.00 1300
0.00 500
0.00 1000
0.00 3000
0.00 2000
0.01 1200
0.00 1000
0.00 3000
0.00 5000
0.00 6000
0.00 600
0.00 2000
0.00 5000
0.00 3000
0.00 3000
0.00 3000
0.00 5000
0.00 1000
0.00 3000

MNOrALIEHUE/ BbIKYN

KynoH,%

8.1

Moraluexvie Odepra

18.01.2007 -
10.02.2010 -
09.10.2007 -
06.08.2009 -
17.11.2009 -
07.12.2007 -
21.12.2008
10.12.2010 12. 12 2008
01.09.2008 -

22.02.2007 -
09.03.2011 19.03.2009
29.06.2011 -
19.04.2007 -
18.12.2008 21.06.2007
18.02.2016 23.02.2012
15.04.2009 17.10.2007
01.03.2007 -
13.03.2008 -
12.12.2008 -
18.12.2007 -
22.06.2010 -

30.11.2010
30.11.2010 04. 12 2008
30.05.2012 02.06.2010
03.06.2009 -
22.04.2009 25.04.2007
25.05.2010 29.05.2007
11.04.2007 -
15.04.2008 -
08.04.2008 -
05.07.2007 -
25.04.2008 -
16.09.2010 23.09.2008
20.05.2009 -
03.10.2007 -
24.02.2011 28.02.2008
26.06.2007 -
29.09.2009 02.10.2007
06.05.2007 -
01.11.2007 -
17.04.2008 -
17.11.2011 20.11.2008
13.03.2012 17.03.2009
21.08.2009 -
01.04.2009 -
07.02.2007

10.10.2009 -
09.12.2009 -

26.02.2009

15.07.2010 19. 07 2007
18.05.2011 23.05.2007
03.04.2007 -
16.12.2008 -
12.03.2009 13.09.2007
27.02.2009 -
14.02.2010 16.08.2007
19.05.2008 -
12.06.2008 -
20.05.2007 -
21.09.2008 -
22.11.2007 -
22.11.2007 -
12.06.2013 16.06.2010
28.06.2007 -
12.06.2009 -
24.03.2009 30.03.2007
15.02.2011 19.02.2008
02.12.2007 -
16.06.2010 25.04.2008

WHpvkaT.
ueHa

100.18
104.40
101.10
100.90
101.14
101.20
102.90
99.30

100.25

LEHA

Mokynka

11390

100 00

103 05

Mpopaxa

103.98

102 60
101.60
100.98
100.98
0.00
0.00
100.05
102.52
101.99
0.00
102.10
0.00

99 99
99.80
101.50
101.95

N3MEHEHME,%

fieHs Hepens  mecsil

-0.04 0.00 0.12
-0.10 0.00 0.19
0.00 0.00 -0.25
-0.01 0.00 0.11
0.00 0.00 0.50
0.00 0.00 0.00
0.00 0.00 0.83
0.14 0.00 -0.31
0.00 0.00 0.20
0.00 0.00 -0.48
0.00 0.00 0.13
0.00 0.00 0.39
-0.15 0.00 0.10
-0.30 0.00 -0.12
0.01 000 0.34
0.00 0.00 -0.04
0.00 0.00 -0.22
0.00 0.00 -0.05
0.00 0.00 045
0.00 0.00 -0.50
-0.05 0.00 0.44
0.00 0.00 0.15
0.00 0.00 0.20
0.00 0.00 0.15
0.00 0.00 -0.11
0.88 0.00 0.00
0.00 0.00 -0.17
0.00 0.00 -0.15
0.00 0.00 0.05
0.05 0.00 -0.15
-0.15 0.00 -0.48
-0.06 0.00 0.02
0.00 0.00 -0.30
0.00 0.00 0.20
0.00 0.00 0.28
0.00 0.00 -0.21
-0.99 0.00 0.29
0.00 0.00 -0.96
0.00 0.00 -0.48
-042 0.00 -0.24
-0.20 0.00 -0.10
0.00 0.00 0.15
0.00 0.00 -0.15
0.00 0.00 0.66
0.00 0.00 0.25
0.00 0.00 -0.20
0.00 0.00 0.07
0.00 0.00 0.41
-0.10 0.00 -0.10
0.00 0.00 -0.15
0.00 0.00 -0.12
0.00 0.00 -0.24
0.00 0.00 0.29
0.00 0.00 0.82
0.00 0.00 -0.02
-0.10 0.00 0.10
0.00 0.00
0.00 0.00 -0.29
0.00 0.00 0.41
020 0.00 -0.10
0.00 0.00 2.00
0.00 0.00 0.01
0.00 0.00 0.19
0.00 0.00 -0.60
0.00 0.00 0.22
0.00 0.00 -0.20
0.05 0.00 0.04
0.00 0.00 0.00
0.00 0.00 -0.20

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

10 AnuBapsa 2007 r.

AOXOAHOCTb,% AIOPALUA
HKO Tekywas Krnoraw. Kodepte [iop. net. Mog. aop
38.00 8.10 0.78 - 0.02 0.02
3288 7.87 6.73 - 2.7 2.54
1890 750 6.13 - 0.73 0.69
2894 6.89 6.67 - 2.34 2.19
9.73 717 6.92 - 2.61 244
8.82 9.63 851 - 0.89 0.82
3.71 1045 8.84 - 1.43 1.32
6.34 9.32 - 9.88 1.80 1.64
10.15 9.48 9.66 - 1.53 1.39
3592 9.50 9.05 - 0.12 0.11
227 830 - 8.59 2.02 1.86
1.1 784 733 - 3.85 3.59
23.03 10.20 8.38 - 0.27 0.25
513 9.82 - 0.45 0.41
2746 7.57 - 755 423 3.93
22.06 9.64 - 897 0.75 0.69
41.27 1150 11.04 11.04 0.14 0.13
3093 9.37 7.03 - 1.1 1.04
486 7.07 6.99 - 1.83 1.71
5.06 861 6.46 - 0.92 0.86
316 795 7.11 - 3.07 2.87
8.15 823 7.36 - 2.60 242
7.86 8.08 - 745 179 1.66
8.24 873 - 8.53 293 2.70
8.01 8.51 8.09 - 1.64 1.52
14.78 7.03 - 364 029 0.28
9.55 8.26 - 6.78  0.38 0.36
2288 9.20 553 - 0.25 0.24
2129 9.02 717 - 1.20 1.12
12.07 8.80 8.90 - 0.80 0.74
1.71 1220 7.26 - 0.49 0.45
18.65 9.03 7.77 - 1.23 1.14
23.66 7.84 7.87 1.60 1.48
11.38 8.52 8.07 - 217 2.00
0.86 7.48 7.08 - 0.51 0.48
10.14 9.05 - 7.41 1.08 1.01
537 1414 16.25 0.46 0.40
37.86 14.31 - 16.93 0.70 0.60
20.60 11.62 8.43 - 0.31 0.29
18.61 9.80 7.58 - 0.79 0.73
20.65 9.03 7.81 - 1.21 1.12
10.56 8.15 - 7.96 1.75 1.62
2578 8.32 - 8.04 2.00 1.85
54.07 12.08 7.82 - 221 2.05
1.60 9.73 9.98 - 2.03 1.84
44.01 10.49 8.90 - 0.08 0.07
27.77 10.70 - 843 0.72 0.67
6.66 9.67 8.25 - 1.72 1.59
35.17 9.65 9.15 - 1.91 1.75
50.72 10.56 - 8.17  0.50 0.46
14.07 10.63 - 8.61 0.37 0.34
236 12.34 13.72 - 0.23 0.20
12.43 10.76 10.62 - 0.86 0.77
36.06 11.53 - 15.65 0.65 0.56
31.16 8.82 9.39 - 1.94 1.77
44.00 11.01 - 11.44 0.57 0.51
137 116 12.90 - 1.35 1.20
832 9.06 820 - 1.36 1.26
1096 797 6.78 - 0.36 0.34
2170 719 7.19 - 1.60 1.49
15.13 11.52 947 - 0.84 0.77
7.08 564 879 - 0.85 0.79
460 8.30 - 8.15 3.04 2.81
266 8.08 7.63 - 0.47 0.43
3.77 590 8.85 - 2.29 2.10
29.03 10.03 - 744 022 0.20
3049 7.92 - 7.75 1.06 0.98
10.15 975 9.90 - 0.87 0.79
5.21 9.26 - 7.55 1.24 1.15

McTounnkn: REUTERS, pacyetbl BaHka Mocksbl
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Pyb6neBble obnurayuu 10 aHBapa 2007 r.

OMUTEHTDI OBbEMbI MOrALUEHUME/ BbIKYI LUEHA MW3MEHEHUE,% O0OXOOHOCTb,% [OHPALUA
n?nioizg MJ?pG[:[]_’ep’\ynyﬁ_ KynoH,%  TlMoraweHve Odbepra Mr:ﬁ:::r. Mokynka [lpopaxa  AeHb Hepena  mecsu HKO Tekywas Krnoraw. Kodepre [wop.net. Moga. aop
MawmHocTpoeHue
AsToBa3, 02 0.00 3000 9.20 13.08.2008 14.02.2007 100.11 100.07 100.14 0.00 0.00 0.03 36.80 9.19 - 7.84  0.10 0.09
AsToBas, 03 0.00 5000 7.80 22.06.2010 26.06.2007 99.95 99.85 100.05 0.00 0.00 0.15 2.99 7.80 - 7.89 0.46 0.43
Baroxmauy, 01 0.00 300 13.50 19.06.2008 - 101.74 100.24 10360 0.00 0.00 -1.55 7.03 13.27 12.50 - 1.35 1.20
BKM-®uHaHc, 01 0.00 1000 9.75 04.06.2008 - 100.00 0.00 0.00 0.00 0.00 -0.10 9.08 9.75 9.97 - 1.33 1.21
Bonrabypmatu 01 0.00 600 11.00 08.10.2008 - 99.45 9910 99.79 0.00 0.00 -0.10 27.12 11.06 5.24 - 1.62 1.54
[as-duHanc, 01 1.00 2000 8.49 08.02.2011 12.02.2008 100.07 100.00 100.07 0.00 0.00 0.12 34.19 848 - 8.59 1.03 0.95
I'T-T3U 3Hepro 03 0.01 1500 10.45 18.04.2008 - 100.07 100.07 100.39 -0.05 0.00 0.10 23.19 1044 10.63 - 1.20 1.09
EMK 01 0.01 1000 9.35 02.10.2008 04.10.2007 98.85 98.85 99.85 -0.42 0.00 0.07 2459 9.46 - 11.28 0.71 0.64
MxAsTo, 01 0.00 1200 10.70 14.03.2007 - 99.82 99.76 99.88 0.00 0.00 0.09 3459 10.72 11.35 - 0.18 0.16
Wxmatw, 02 0.00 1000 0.00 17.06.2008 - 100.14 0.00 10090 0.00 0.00 0.12 0.00 0.00 - 1.44 1.44
WHTerpa duHaHc, 01 0.00 2000 10.50 20.03.2009 - 99.58 99.00 100.15 0.00 0.00 -0.25 31.36 10.54 10.99 - 1.96 1.76
MPKYT 03 0.00 3250 8.74 16.09.2010 - 104.25 104.00 10449 0.00 0.00 041 26.34 838 7.53 - 3.16 2.94
KAMA3-®unanc, 02 0.00 3000 8.45 17.09.2010 19.09.2008 100.15 0.00 100.30 0.00 0.00 0.13 2523 844 - 8.52 1.58 1.45
Kpuorenmaw, 02 0.00 500 9.75 08.07.2008 10.07.2007 100.00 0.00 0.00 0.00 0.00 -0.26 48.62 9.75 - 9.99 048 0.43
Mul-®uHatnc, 01 0.00 1000 10.50 03.06.2009 06.06.2007 100.78 100.70 100.85 0.00 0.00 -0.44 9.78 10.42 - 844  0.41 0.37
MoTosunux. sasogbl, 01 0.00 1500 10.00 22.01.2009 26.07.2007 100.57 0.00 100.80 0.00 0.00 045 4548 994 - 9.09 0.52 0.48
MotopocTpoutens, 01 0.00 800 12.00 19.03.2009 20.09.2007 100.00 0.00 0.00 0.00 0.00 -0.15 36.16 12.00 - 12.29 0.67 0.59
M3, 01 0.00 750 9.90 21.07.2009 24.07.2007 99.80 0.00 99.80 -0.60 0.00 0.20 20.88 9.92 - 10.68 0.52 0.47
MpowmtpakTop, 01 0.00 1500 9.75 03.07.2008 12.07.2007 99.55 99.00 100.10 0.00 0.00 0.11 1.07 9.79 - 10.70  0.50 0.45
Pocsepton, 01 0.00 800 9.30 26.05.2009 27.11.2007 100.35 100.20 100.50 0.00 0.00 0.05 10.70 9.27 - 9.05 0.86 0.79
Cantot-OHeprus, 01 0.00 3000 9.80 25.12.2007 - 99.90 99.75 100.04 0.00 0.00 0.14 376 9.81 10.15 - 0.94 0.85
HMO CATYPH, 01 0.00 1500 9.00 23.03.2008 24.03.2007 100.15 100.00 100.30 0.00 0.00 0.10 26.88 8.99 - 8.03 0.20 0.19
Cesepcrans-asTo, 01 0.00 1500 11.25 21.01.2010 25.01.2007 100.60 0.00 0.00 0.00 0.00 0.00 5116 11.18 - 0.04 0.04
COK-AsTokomn., 01 0.00 1100 12.32 24.04.2008 - 99.90 99.80 100.00 0.00 0.00 050 2532 1233 1249 - 1.21 1.07
CrpownTpaHcras, 01 0.00 3000 9.60 25.06.2008 - 10142 0.00 102.00 0.00 0.00 0.20 3.42 947 8.73 - 1.39 1.28
TB3, 03 0.41 1000 9.25 18.06.2010 20.06.2008 100.60 100.60 101.00 -0.10 0.00 -0.30 4.56 9.19 - 8.99 1.38 1.27
TpaHcmaluxonaur, 01 0.00 1500 1.00 01.12.2007 - 90.00 73.52 0.00 0.00 0.00 -5.80 1.07 1.11  13.67 - 0.89 0.78
YpansaroHsasog, 01 1.73 2000 9.40 30.09.2008 - 100.21 100.21 100.65 -0.45 0.00 0.25 2524 938 9.46 - 1.60 1.46
YpansaroHsasop 02 0.00 3000 9.35 05.10.2010 03.10.2007 100.38 100.25 100.50 0.00 0.00 -0.05 24.85 9.32 - 8.97 0.71 0.65
[ob6biBalowas NPOMbILLNEHHOCTb
BernoH-®uHanc, 01 3.32 1500 9.10 03.06.2009 - 100.12 0.00 100.25 -0.38 0.00 0.10 848 9.09 9.24 - 2.19 2.01
CY3K, 02 0.00 1000 8.50 15.02.2007 - 100.20 100.00 0.00 0.00 0.00 0.10 1258 8.48 6.43 - 0.10 0.10
Xawnnexg Mong ®uHakc, 01 0.00 750 12.75 02.04.2008 - 99.68 99.61 99.75 0.00 0.00 -0.10 2.10 12.79 13.68 - 1.16 1.02
MoTpebutenbckuii cekTop
Anagyuiku 01 0.00 500 12.00 08.03.2007 - 100.12 0.00 0.00 0.00 0.00 0.07 4077 11.99 10.79 - 0.16 0.14
ApHecT®uHanc, 01 0.00 600 10.30 29.04.2009 25.04.2007 100.00 100.00 100.20 0.00 0.00 0.00 2145 10.29 - 9.74  0.29 0.26
Bantuka, 01 0.00 1000 8.75 20.11.2007 - 0.00 0.00 0.00 0.00 -0.70 5.03 8.75 8.93 - 0.92 0.84
Bantumop-Hesa, 02 0.00 800 11.25 15.05.2008 17.05.2007 99.55 99.30 99.80 0.00 0.00 -0.18 16.64 11.30 12.38 0.35 0.31
Bumm-Bunnb-AanH, 02 0.00 3000 9.00 15.12.2010 - 102.95 102.90 103.00 0.00 0.00 -0.29 493 874 827 - 3.39 3.13
I'pynna OCT, 02 0.00 1000 12.90 08.05.2008 10.05.2007 95.92 9450 98.90 0.00 0.00 340 2156 1345 - 0.33 0.27
Dxen-3p-Cu, 02 0.00 1200 5.00 04.12.2007 05.06.2007 99.85 75.00 0.00 0.00 0.00 -0.10 4.79 5.01 - 535 0.40 0.38
Hupan-MHBecT, 01 0.04 1000 10.80 16.05.2007 - 100.25 99.60 100.50 0.00 0.00 -0.55 16.27 10.77 9.90 - 0.35 0.32
WHmapko, 01 0.00 1000 10.50 19.12.2008 - 100.00 0.00 0.00 0.00 0.00 0.10 518 1050 5.31 - 1.82 1.73
KpacHbiin BocTok, 01 0.00 1500 11.50 25.02.2007 - 100.20 100.05 100.35 0.00 0.00 0.05 4285 11.48 952 - 0.13 0.12
HyTtpunsecTxonauxr, 01 0.40 1200 11.00 09.06.2009 12.06.2007 99.85 99.85 100.05 -0.25 0.00 0.10 8.44 11.02 11.84 042 0.37
Hadpue KocmeTwike, 01 0.00 400 10.50 22.04.2007 - 100.02 0.00 0.00 0.00 000 -0.18 23.01 10.50 10.19 - 0.28 0.26
Orteu. nekapcrsa, 02 0.00 1300 10.25 17.02.2009 21.08.2007 99.92 0.00 100.00 0.00 0.00 0.20 39.32 10.26 - 10.63 0.59 0.53
Ouvakoso, 02 0.00 1500 8.50 19.09.2008 - 98.70 9840 99.00 0.00 0.00 0.15 2538 861 9.85 - 1.17 1.07
MUT-NHBecTmeHTC 02 0.00 1500 1.00 23.03.2009 - 100.00 0.00 0.00 0.00 - 0.00 2.90 1.00 - 2.18 2.16
Pycckuin Tekctunb 02 0.00 1000 12.75 05.03.2009 - 97.90 97.90 98.00 -1.31 0.00 097 4332 13.02 14.98 - 1.24 1.08
Pyccknin Tekctunb 03 0.00 1200 12.00 20.10.2009 18.10.2007 99.28 98.76 99.79 0.00 0.00 0.61 2532 12.09 - 13.38  0.75 0.66
CanBan, 01 0.00 1000 11.66 03.12.2008 06.06.2007 100.55 100.40 100.70 0.00 0.00 -0.59 10.86 11.60 - 10.14  0.41 0.37
CuHeprus, 01 1.13 1000 10.70 22.04.2009 24.10.2007 97.00 93.00 97.00 -142 0.00 020 2228 11.03 - 15.35 0.76 0.66
Tanocto-®uHaHc, 01 0.15 1000 10.00 06.03.2009 07.09.2007 99.80 99.75 100.25 0.00 0.00 0.19 33.70 10.02 - 10.54 0.64 0.58
Axosnesckun Tekctub, 01 0.00 1000 12.00 31.10.2008 - 99.85 99.70 100.00 0.00 0.00 -0.05 24.33 12.02 5.56 - 1.67 1.58
ArponpombILisieHHbIW KOMMJIeKC
ANK Apkaga 01 0.98 600 13.20 28.06.2008 29.06.2007 99.36 99.36 100.05 -0.54 0.00 -0.11 4.34 13.29 - 14.60 047 0.41
AlK Apkaga, 02 0.10 1000 13.31 20.02.2009 22.08.2007 100.25 99.11 99.97 -0.78 0.00 044 51.05 1343 - 15.35 0.59 0.51
AMK Oro, 01 0.58 1100 15.50 22.04.2007 - 99.45 100.01 100.50 -0.54 0.00 0.04 23.78 1546 14.10 - 0.28 0.25
AMK Oro, 02 0.01 1200 12.95 25.02.2009 - 100.06 99.45 99.64 -0.20 0.00 0.11 4790 13.02 13.70 - 1.67 1.46
BenrpaHkopm 0.00 700 10.90 02.12.2008 - 100.00 0.00 100.30 0.00 0.00 0.03 1045 10.89 5.38 - 1.75 1.67
Espocepsuc 20.33 1500 13.25 18.12.2007 - 101.10 9550 110.00 -0.04 0.00 0.07 7.62 1325 13.91 0.89 0.78
KBK Yepemyuiku, 01 0.00 700 11.30 02.03.2009 05.03.2007 100.42 0.00 0.00 0.00 0.00 1.10 39.32 11.18 - 3.81 0.15 0.15
Moccernbnpom, 01 4.08 1000 13.00 12.12.2008 15.06.2007 99.72 100.40 100.50 0.17 0.00 -0.05 8.90 12.95 - 11.88 043 0.39
MABA, 01 0.00 350 0.00 15.06.2008 - 0.00 9995 0.00 000 122 0.00 0.00 - 1.43 1.43
Pasynain-dunanc, 01 0.00 3000 11.50 02.10.2008 05.04.2007 99.95 99.10 100.20 0.00 0.00 0.09 30.25 11.54 - 1265 0.24 0.21
Pycarpo 01 0.00 1000 11.66 19.07.2008 18.01.2007 100.04 99.85 100.05 0.00 0.00 0.03 5527 11.67 - 12.98 0.02 0.02
C- Arpo, 01 0.00 400 11.50 20.05.2009 21.11.2007 99.30 0.00 0.00 0.00 0.00 -0.65 15.12 11.50 - 11.94 0.82 0.74
CoxonbHuku MK, 01 0.00 1000 11.50 26.02.2009 30.08.2007 99.00 99.10 99.50 0.00 0.00 0.00 41.27 11.58 - 13.01  0.61 0.54
Yepkwn3zoso, 01 1.98 2000 8.85 31.05.2011 02.06.2009 99.90 9895 99.00 -0.15 0.00 -0.10 8.49 8.94 - 9.54 2.19 2.00
OPKO, 02 0.32 1500 10.50 22.01.2010 26.01.2007 99.90 99.90 100.00 0.00 0.00 -0.07 47.47 10.51 12.09 0.05 0.04

tOrtpaHauT 02 0.00 1000 11.50 25.11.2008 - 98.88 9850 99.25 0.00 0.00 045 13.23 11.63 4.14 - 1.32 1.27
WcTounnkn: REUTERS, pacyeTbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTDI OBBLEMbI MOrALUEHUE/ BbIKYN
Sniozoy; MJ(':I)[;SJLED';S KyroH,%  MoraweHue Odpepra Mnfem::'r.
PO3HM4YHbIN CEKTOP
Apb6art aHg Ko, 01 0.00 1500 10.50 20.06.2008 22.06.2007 100.10
BukTopusi-®uHanc, 01 0.00 1500 9.90 29.01.2009 01.02.2007 99.82
[eTckuit mup, 01 168 1150 8.50 26.05.2015 - 99.75
Hukas Opxuges, 01 0.00 1000 11.30 09.04.2009 12.04.2007 100.10
Auken-®uHanc, 01 0.00 3000 9.25 17.03.2011 - 93.24
O OMO-duHaHc, 01 0.00 1000 12.50 14.02.2008 15.02.2007 100.01
EBpoceTb, 02 0.50 3000 10.25 02.06.2009 04.12.2007 99.45
Wnkom-Taga, 02 599 1400 11.75 12.02.2010 16.02.2007 99.91
Koneiika T/, 01 6.64 1200 9.75 17.06.2008 - 100.00
Koneiika T[, 02 0.00 4000 8.70 15.02.2012 18.02.2009 99.20
Marrut 01 0.00 2000 9.34 19.11.2008 - 101.92
MapTa ®uHaHc, 02 0.00 1000 11.75 06.12.2009 07.06.2007 98.86
Mapra-®uHaHc, 01 0.00 700 14.84 22.05.2008 - 100.50
MaTpuua duHaHc 0.04 1200 12.32 10.12.2008 13.06.2007 99.00
MWP ®uHaHc 0.00 1000 10.50 27.12.2007 - 99.90
MoHeTka, 01 0.00 1000 10.70 14.05.2009 15.11.2007 99.10
Hartyp npoaykr, 02 0.00 1000 10.75 16.06.2009 18.12.2007 99.92
MepekpecTok, 01 0.00 1500 8.15 08.07.2008 10.07.2007 99.80
MaTepouka ®uHarc, 01 0.00 1500 11.45 12.05.2010 - 109.43
MNaTepoyka ®uHaHc, 02 0.00 3000 9.30 14.12.2010 - 103.53
TexHocuna, 01 0.00 2000 10.00 26.05.2011 28.05.2008 98.32
TOM-KHWTA, 01 0.00 700 11.35 05.02.2009 08.02.2007 100.22
JNlecHas npombIiwneHHocTb u LUBK
ALIBK-MHBecT, 02 0.00 500 0.00 20.05.2008 - 101.01
ALIBK, 03 0.00 1500 9.95 14.04.2011 18.10.2007 100.42
Bonra, 01 0.00 1500 12.00 13.03.2007 - 100.33
rOT3K, 02 0.00 1500 11.50 18.06.2009 21.06.2007 100.00
A3-dunanc, 01 0.00 400 11.60 23.05.2008 25.05.2007 98.50
HNK 01 0.00 500 12.45 31.01.2008 - 100.00
M3® Coos, 01 0.00 300 10.00 09.10.2007 - 100.00
CTpOMTeanTBO, nnoTteka n HeABMNXXUMOCTb
AnamanT, 01 0.00 500 13.10 05.06.2008 - 100.02
ApamanT, 02 0.00 2000 11.25 20.05.2010 24.05.2007 99.88
AVKK 01 0.00 1070 11.00 01.12.2008 - 108.00
AVXKK, 02 0.00 1500 11.00 01.02.2010 - 110.87
AMXK, 03 0.00 2250 9.40 15.10.2010 - 105.75
AVKK, 04 0.00 900 8.70 01.02.2012 - 105.75
BX®, 01 0.00 500 9.25 19.12.2008 - 100.60
Imasmocctpon, 01 0.00 2000 1.00 27.05.2007 83.23
maBmMoccTpoit, 02 0.00 4000 11.50 17.03.2011 22. 03 2007 100.78
WMHTEKO, 01 0.00 1200 10.95 15.02.2007 - 100.20
Vckutumuement 02 0.00 500 12.50 05.11.2008 07.11.2007 101.00
NasepHa, 01 150 1000 11.25 08.04.2010 12.04.2007 100.10
MWA, 01 0.04 2200 10.00 20.09.2012 - 102.75
MWA, 02 214 1000 9.50 09.08.2008 06.02.2007 100.09
MWA, 03 0.00 1500 9.40 23.02.2012 30.08.2007 100.55
Mupakc Mpynn 0.10 1000 12.50 19.08.2008 - 100.50
MOWA, 01 0.00 1500 9.00 21.12.2010 - 101.97
MUK, 05 0.00 1120 10.20 20.05.2008 22.05.2007 99.66
Canagarcrekro 01 0.00 750 11.60 25.03.2008 - 103.15
Canasartctekro 02 0.32 1200 9.28 28.10.2009 31.10.2007 99.60
Cu6. uemeHrT., 03 0.00 800 9.70 12.06.2008 14.06.2007 99.82
CY-155 0.00 1500 10.50 30.03.2007 - 100.17
TepHa-®uHaHc, 01 0.00 500 0.00 16.12.2008 18.12.2007 100.02
LIYH JleHCneuCMY, 01 0.00 1000 11.75 22.04.2010 24.04.2008 99.87
FOCKK;, 01 0.00 600 14.00 01.07.2008 17.01.2008 99.90
TpaHcnopTt
AsuaK. Camapa, 01 0.10 350 14.00 08.03.2007 - 100.00
Wet Naiin XaHanuhr, 02 0.60 3000 0.00 22.05.2008 - 100.20
MMK-TpaHc, 01 0.00 650 11.50 11.07.2008 11.01.2007 99.99
PXI, 05 0.00 10000 6.67 22.01.2009 100.10
PXO, 03 0.00 4000 8.33 02.12.2009 - 103.93
PXO, 02 0.00 4000 7.75 05.12.2007 - 101.70
PX[ 07 7.86 5000 7.55 07.11.2012 - 102.82
PXI 06 16.49 10000 7.35 10.11.2010 - 101.70
PX[ 04 0.00 10000 6.59 14.06.2007 100.18
TpaHcaapo-PuHaHchl, 01 0.00 2500 11.65 05.02.2009 09. 08 2007 100.05
OnptOHmoH 01 0.50 1500 13.00 10.11.2009 15.05.2007 99.80
0T 3iip, 02 0.00 1000 10.40 10.03.2009 13.03.2007 100.25

© BaHk MockBbl

LLEHA

Mokynka

100.00
99.65
99.50

0.00
93.24
99.98
99.11
99.76
99.50
99.00

0.00
98.51

100.00
99.00
99.80

0.00

0.00
99.00

109.30

103.45

0.00

0.00

99. 40
100.00

Mpopaxa

100.20
99.99
99.75

0.00
93.60

100.12
99.45
99.91

100.25
99.40

102.20
99.20

101.00
99.35

100.00
99.10

100.30

0.00

109.55

103.60
98.85

100.40

0.00
101.10
100.45
100.00
99.50
0.00
0.00

100.13
99.90

112 10
0.00
106.25
0.00
97.77
101.05

101 25
100.30
102.75
100.20
100.60
101.50
103.50
99.83
0.00
100.00
100.10
101.00
100.99
100.19
100.80

100.50
100.20

100 19
104.10

103 00
101.89
100.25
100.14
99.95
0.00

N3MEHEHUE, %

neHb

0.00
0.00
1.06
0.00
-0.59
-0.09
-0.44
0.03
-0.05
0.00
0.00
0.00
0.00
-0.40
0.00
-0.25
0.00
0.00
0.00
0.00
0.00
0.00

0.00
0.00
0.00
0.00
0.00
0.00
0.00

Hepens

0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00
0.00

0.00
0.00
0.00
0.00
0.00
0.00
0.00

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

mecsi

0.01

0.16
-0.20
0.00
-0.32
-0.05
0.80
0.08
-0.20
-0.12
0.00
0.01

-0.15
0.71

0.15
-0.40
0.30
-0.30
-0.06
-0.19
-0.96
-0.15

10 AnuBapsa 2007 r.

AOXOOHOCTb,% AIPALUA
HKO Tekywas Knoraw. Kodepre [iop. net. Moga. Alop
518 10.49 - 10.21 045 0.41

4313  9.92 - 12.25 0.06 0.06
792 852 872 - 6.11 5.62
2755 11.29 - 11.35 0.25 0.22
27.88 9.92 11.63 - 3.44 3.08
49.66 12.50 - 11.81  0.10 0.09
9.83 10.31 - 11.18  0.88 0.79
17.06 11.76 - 12.41  0.10 0.09
21.64 9.75 984 1.82 1.66
11.44  8.77 - 943 1.93 1.76
1228 9.16 8.37 - 1.74 1.60
10.62 11.89 - 14.57 0.41 0.36
19.11  14.77 14.90 - 1.27 1.10
9.11 1244 - 1469 043 0.37
4.03 10.51 10.88 - 0.94 0.85
15.83 10.80 - 1215 0.82 0.73
6.18 10.76 - 11.13  0.91 0.82
40.64 8.17 8.75 048 0.44
17.25 1046 8.33 - 2.85 2.63
535 898 840 - 3.38 3.1
11.23  10.17 - 11.65 1.31 1.18
47.27 11.33 - 8.32  0.08 0.08
0.00 0.00 - 1.36 1.37
2235 991 - 9.72 0.74 0.67
38.79 1196 9.74 - 0.18 0.16
599 11.50 - 0.45 0.40
14.62 11.78 - 15.65 0.37 0.32
54.23 - 1.39 1.23
26.30 10.00 10.20 - 0.72 0.66
11.84 13.10 12.76 - 1.32 117
1449 11.26 - 12.08 0.36 0.32

10.19 6.55 - 1.75 1.64
4852 9.92 7.12 - 2.59 2.42
2215 8.89 7.08 - 2.25 2.10
16.45 8.23 7.53 - 4.12 3.83
456 919 435 - 1.82 1.75
123  1.20 - 0.38 0.23
34.66 11.41 - 726 0.20 0.18
43.50 10.93 8.59 - 0.10 0.09
21.23 1238 - 1169 0.78 0.70
2743 11.24 - 10.56  0.26 0.23
1299 973 9.28 - 2.67 244
16.40 9.49 - 8.19  0.08 0.07
10.30 9.35 - 8.77 0.62 0.57
47.95 1244 11.87 - 1.44 1.29
422 883 8.46 2.87 2.65
13.69 10.23 - 11.62 0.36 0.32
33.37 11.25 8.96 - 1.13 1.04
17.54 9.32 - 10.01  0.79 0.71
6.91 9.72 - 10.08 0.43 0.39
345 1048 09.70 - 0.22 0.20
0.00 0.00 - -0.02 094 0.94
2414 11.77 - 1189 1.16 1.04
2.68 14.01 - 6.90  0.99 0.92
4756 14.00 13.36 - 0.16 0.14
0.00 0.00 - 1.37 1.37
56.71 11.50 - 1261 0.01 0.00
30.33 6.66 6.73 - 1.88 1.76
776 802 6.93 - 2.62 245
722 762 587 - 0.89 0.84
1138 7.34 7.07 - 4.79 4.47
11.08 7.23 6.95 - 3.38 3.16
469 658 6.14 - 0.43 0.40
48.52 11.64 - 11.86  0.55 0.49
19.95 13.03 - 14.27 0.34 0.30
7.98 10.37 - 8.86  0.17 0.16

WcTounnkn: REUTERS, pacyeTbl BaHka Mocksbl

14/21



Pyb6neBble obnurayuu

OMUTEHTbI

Xumus n Hedprexumums
['pynna Huton, 01
Hoporo6yx, 01
Kyibbiwesa3oT-nHBecT, 02
MapwinckuiiHMN3, 01
HKHX, 04

HKHX, 03

CAHOC 02

YXK, 01

PUHaHCOBLIN CEKTOP
AbcontoTt 6aHk, 02

AK BAPC, 02

BaHk 3enuT, 01

BaHk 3EHUT, 02
Bank Kegp, 01

Bank CI6, 01

BaHk Cnypr, 01
BrewTopr6ank 04
BHewwTopr6ank 05
[a3bank, 01
[asnpomb6aHk, 01
EBPP, 01

EBPP, 02

KT dunanc, 01
MacTtep-baHk, 02
MKB 01

MKB, 02

MMB, 01

MMB, 02
Mockommepu6aHk, 01
HOMOC-BaHk, 06
HOMOC-baHk, 07
Mpo6busHecbatk, 05
PocbaHk, 01
Poccenbxo3bak 01
PoccenbxosbaHk, 02
Pycckuin Ctangapt 04
Pycckuin CtaHgapt 05
Pycckun Ctangapt, 03
Pycckuin CtangapT, 06
Pycb-baHk, 01
Cubakagembark, 01
CubakagembaHk, 02
Cubakagembank, 03
CobuHbaHk, 01
COHKO3 6aHk, 01
CynocTp. 6aHk, 01
TatdoHabaHk, 03

TK ®unaHc, 01
TypanAnem 01
dunaHc UHT UHB, 02
XKB BaHk, 02

XKB BaHk, 03
tOHnacTpymbaHk, 01

© BaHk MockBbl

OBbEMbI
O6opoT, O6bem,
MrH. py6.  mrpa. py6.
0.00 1000
0.00 900
30.10 2000
0.00 800
0.00 1500
0.00 2000
0.00 3000
0.00 500
0.00 1000
0.00 1500
0.00 1000
0.00 2000
0.00 450
0.00 1000
0.00 500
0.00 5000
0.00 15000
0.00 750
0.71 1500
0.00 5000
0.00 5000
0.30 2000
0.00 1000
24.32 500
0.50 1000
0.00 1000
0.00 3000
0.00 1000
0.00 800
0.00 3000
0.00 1000
0.00 3000
0.00 3000
5.15 7000
0.00 3000
0.00 5000
0.00 2000
0.00 6000
8.24 1400
0.00 470
0.00 1500
21.02 3000
0.00 2000
0.04 1000
0.10 1500
4.49 1500
0.00 1000
0.00 3000
0.00 2500
8.96 3000
0.65 3000
0.29 1000

MOrALUEHUE/ BbIKYT1

KyrioH,%

1.00
8.60
8.80
12.40
9.99
8.00
10.00
10.00

9.70
8.25
8.00
8.39
11.50
9.60
9.25
6.50
6.20
10.50

Morawwexue Odpepra

16.12.2008 18.12.2007
11.06.2008 -
04.03.2011 -
16.12.2008 19.06.2007
26.03.2012 02.04.2009
01.09.2007 -
10.11.2009 13.11.2007
21.01.2011 26.01.2007

30.06.2008 02.06.2007
22.01.2009 26.07.2007
24.03.2007 -
16.02.2009 -
05.10.2007 -
22.06.2009 17.06.2007
15.11.2007 -
19.03.2009 22.03.2007
17.10.2013 26.04.2007
25.11.2008 20.11.2007
27.01.2011 -
12.05.2010 -
21.04.2011 -
18.12.2008 18.12.2007
23.05.2008 25.05.2007
25.04.2007 -
04.06.2009 06.12.2007
13.02.2007 -
11.02.2009 14.02.2007
10.12.2008 05.12.2007
16.08.2007 -
16.06.2009 18.12.2007
29.04.2009 02.09.2007
15.02.2009 14.02.2007
04.06.2008 -
16.02.2011 -
03.03.2008 -
09.09.2010 15.03.2007
22.08.2007 -
09.02.2011 15.08.2007
19.03.2009 22.03.2007
05.04.2007 -
12.12.2008 15.06.2007
04.06.2009 -
13.05.2009 14.11.2007
24.04.2008 -
02.07.2009 05.07.2007
19.05.2009 20.11.2007
18.09.2008 22.03.2007
06.10.2009 -
12.09.2007 -
11.05.2010 15.05.2007
16.09.2010 22.03.2007
17.02.2009 20.02.2007

WHapkaT.
ueHa

100.00
100.10
100.30
100.35
104.39
100.13
105.25
100.55

100.38
99.95
99.96
99.72
99.90

100.00

100.00

100.00

100.20

100.00
99.25

100.05

100.10

101.50

100.00
99.65

100.00

LLEHA

Mokynka

0.00
0.00
100.00
100.10
0.00
0.00
105.10
0.00

0.00

0.00
99.81
99.70

Mpopaxa

0.00
0.00
100.40
100.59
104.40
0.00
105.40
0.00

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

WU3MEHEHME, %
neHb Hepens  Mecsl
0.00 0.00 0.00
0.00 0.00 0.10
0.15 0.00 -0.35
0.00 0.00 0.29
0.00 0.00 -0.03
0.00 0.00 0.03
0.00 0.00 -0.28
0.00 0.00 -0.14
0.00 0.00 -0.19
0.00 0.00 0.00
0.00 0.00 -0.05
0.00 0.00 0.02
0.00 0.00 0.10
0.00 0.00 0.25
0.00 0.00 -0.05
0.00 0.00 -0.15
0.00 0.00 -0.25
0.00 0.00 0.20
-0.12 0.00 -0.18
0.00 0.00 -0.12
0.00 0.00 0.06
-0.95 0.00 1.87
0.00 0.00 -0.10
-0.60 0.00 0.05
0.00 0.00 035
0.00 - -
0.00 0.00 -0.10
0.00 0.00 0.12
0.00 0.00 -0.57
0.00 0.00 0.05
0.00 0.00 -0.69
0.00 0.00 -0.07
0.00 0.00 -0.20
-0.01 0.00 0.20
0.00 0.00 -0.20
0.00 - 0.00
0.00 0.00 -0.12
0.00 0.00 -0.04
-0.01 0.00 0.34
0.00 0.00 -0.30
0.00 0.00 0.05
-0.74 0.00 045
0.00 0.00 045
-0.29 0.00 0.06
0.00 0.00 0.05
0.05 0.00 -0.10
0.00 0.00 0.71
0.00 0.00 0.83
-0.25 0.00 0.00
-0.11  0.00 -0.05
-0.20 0.00 0.10

10 AnuBapsa 2007 r.

AOOXOOHOCTb,%  AOIOPALIUA

HKO Tekywas Krnoraw. Kodepre [wop. net. Moa. ilop
0.58  1.00 - 0.94 0.93
6.36 859 870 - 1.36 1.25
29.65 8.77 8.90 - 3.47 3.18
713 1236 - 1150 0.44 0.40
2710 9.57 - 792 201 1.86
427 799 7.87 - 0.39 0.36
1534 950 8.05 - 2.51 2.33
20.27 9.95 - 0.05 0.05
10.10  9.66 - 9.00 0.39 0.36
37.52 8.25 - 8.51 0.52 0.48
2389 8.00 8.03 - 0.20 0.19
3356 841 8.71 - 1.91 1.76
1.26 1151 12.16 - 0.72 0.64
6.58 9.60 - 9.94 043 0.39
13.68 9.25 9.57 - 0.82 0.74
19.59 6.50 - 0.20 0.19
1274 6.19 - 562 0.29 0.27
1410 10.50 - 10.74 0.84 0.76
3093 7.15 745 - 3.48 3.24
8.92 592 - 3.29 3.29
10.11 4.92 - 4.23 4.23
6.30 9.85 - 847 0.92 0.84
14.81 11.75 - 11.58 0.37 0.33
21.86 10.54 12.25 - 0.28 0.25
9.40 10.40 - 10.65 0.88 0.80
33.43 8.22 - 0.10 0.10
26.00 6.48 - 395 0.10 0.09
8.66  9.29 - 9.37 0.88 0.81
39.85 9.84 6.84 - 0.58 0.54
475 821 - 787 0.92 0.85
18.32 9.83 - 12.40 0.63 0.56
37.25 9.23 - 6.31  0.10 0.09
6.71 718 7.18 - 1.34 1.25
1032 7.72 757 - 3.52 3.27
29.38 8.27 858 - 1.09 1.00
2436 7.61 - 798 0.18 0.17
3199 840 8.56 - 0.60 0.55
3240 8.1 - 840 0.58 0.53
31.64 10.45 - 793 020 0.18
120 877 4.89 - 0.48 0.46
6.85 9.96 - 943 0.42 0.39
8.68 959 975 - 2.19 1.99
18.08 12.00 - 1229 0.82 0.73
19.01 9.09 8.03 - 1.21 1.12
1.44 10.50 - 10.48 0.49 0.44
13.42 10.02 - 10.57 0.83 0.75
3240 10.68 - 6.93 0.20 0.18
1932 7.69 754 - 2.48 2.31
24.25 -

13.04 8.54 - 9.87 0.35 0.31
429 828 - 10.07 0.20 0.18
47.95 12.47 - 9.83  0.12 0.10

McTounmkn: REUTERS, pacyeTbl BaHka Mocksbl
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MupoBoi pbiHOK gonra 10 anBapsa 2007 r.

OMUTEHTbI OBbEM NOrALUEHUE LEHA M3MEHEHUE,% [OOXOOHOCTb,% PEWTUHI AOPALIUA

Heit o Cnpag k
O6bem, mrH.  KyroH,%  MoraiweHve A A Mokynka Mpopaxa AeHb Heaeno Mecsy K noraw. Tekywas oA

noraweHys benchmark Fitch S&P  Moody’s [iop. net.  Mog. alop

CyBepeHHble eBpoobnurauum

Poccust 07 $ 2400 10 26.06.2007 167  101.94 102.06 -0.06 -0.06 -043 550 9.81 71 BBB+ A- Baa2 0.44 0.43
Poccus 10 $ 2718 825 31.03.2010 1176 104.63 10475 0.00 0.00 -024 532 7.89 61 BBB+ A- Baa2 159 1.55
Poccust 18 $ 3466 11 24.07.2018 4213 14431 14506 -0.13 009 -047 568  7.62 102 BBB+ A- Baa2 7.36 7.15
Poccusi 30 $19526 5 31.03.2030 8481 112.88 113.19 -011 -005 -028 569  4.43 103 BBB+ A- Baa2 7.33 7.13
Poccust 28 $ 2500 12.75 24.06.2028 7836 180.75 181.63 0.00 -0.10 -041 6.00  7.05 134 BBB+ A- Baa2 10.70 10.39
O6nuraumm MuHdmHa PO

MINFIN 8 $1322 3 14112007 308 9700 9800 0.00 000 -026 619  3.09 0 BBB+ A- Baa2 278 2.58
MINFIN 5 $2167 3 14.052008 490 9663 9663 0.00 006 000 622 3.10 0 BBB+ A- Baa2 3.76 3.57
MINFIN 7 $1750 3 14.05.2011 1585  90.38 90.88 -0.07 014 042 688 3.32 0 BBB+ A- Baa2 6.20 5.85
O6nurauum Aries

ARIES 01 € 2000 6.919 25.10.2007 288  102.47 10249 -0.02 -0.09 -023 389 6.75 13 Aaa 2.63
ARIES 02 €1000 7.75 25.10.2009 1019 109.10 109.38 -0.05 0.03 -093 420 7.10 28 Aaa 258 2.47
ARIES 03 $ 2436 9.6 25.10.2014 2845 12844 12870 -016 036 -129 512  7.47 46 Aaa  5.85 5.70
MyHuuMnanbHbIe eBpooGnuraumm

Mockea 11 € 374 645 12102011 1736 106.91 10740 -0.15 026 -1.14 478  6.03 82 BBB+ BBB+ Baal 4.20 4.01
TarapctaH 15 $ 250 7.7 03.08.2015 3127 101.56 10294 0.02 -021 018 745 758 279 6.24 6.02
KopnopaTtuBHble eBpooGnurauum

CubHedTs 07 $ 400 115 13.02.2007 34 100.38 100.63 -0.15 -0.10 -0.39 674 1146 178 NR BB+ 0.09 0.09
Dxeit-Ocp-Cu 07 $ 60 9.75 10.04.2007 90 100.00 10050 0.00 0.00 -0.15 951 975 452 0.24 0.24
A3MNPOM 07 $ 500 9.125 25.04.2007 105 100.88 101.08 -0.04 -0.02 -0.31 588 9.05 8 BBB- BBB A3 029 0.28
THK 07 $ 700 11 06.11.2007 300 103.54 10406 0.16 -0.05 -060 646 1062 133 BBB- BBB A3  0.79 0.77
MTC 08 $ 400 9.75 30.01.2008 385  103.52 10397 0.12 -0.10 -0.17 623 942 111 BB- WR 098 0.96
Cucrema 08 $ 350 10.25 14.04.2008 460 10450 10495 -0.01 -0.03 0.00 644 981 133 B+ BB- 1.19 1.15
Arpoca 08 $ 500 8.125 06.05.2008 482  102.77 103.12 -0.09 003 -0.17 590 7.91 111 B 1.26 1.23
Buvm-Bunne-flavH 08§ 150 8.5 21.05.2008 497  101.55 102.18 0.02 -001 -013 727 837 248 B+ WR 1.30 1.26
MMK 08 $ 300 8 21102008 650  102.00 102.51 0.11 0.09 -0.08 678 7.84 199 BB- BB WR 1.66 1.61
Cu6HedTb 09 $ 500 10.75 15.01.2009 736  109.19 109.64 -0.05 -0.22 -041 583 985 104 NR BB+ 1.78 1.73
Cesepcrans 09 $ 325 8625 24.02.2009 776 10348 10405 006 016 010 6.83 833 203 1.92 1.86
CuTpoHmke 09 $ 200 7.875 02.03.2009 782  99.91 10063 0.33 001 -008 7.91 788 313 1.96 1.88
Bbimnenkom 09 $ 450 10 16.06.2009 888  107.79 10834 027 002 -014 648 928 168 BB+ WR 221 2.14
EspasxonguHr 09 $ 300 10.88 03.08.2009 936  109.57 110.00 -0.03 022 -009 674 993 193 2.22 2.15
HOPHWKE/Ib, 09 $ 500 7.125 30.09.2009 994  102.53 103.11 -040 -0.06 -0.11 6.10 6.95 140 2.48 2.40
A3MPOM 09 $ 700 105 21.10.2009 1015 112.94 11313 014 -0.02 -036 539  9.30 70 BBB- BBB A3 244 2.38
MeracpoH 09 $ 375 8 10.12.2009 1065 103.70 104.33 022  -0.01 0.53 6.58  7.71 188 BB BB WR 264 2.56
Beimnernkom 10 $ 300 8 11.02.2010 1128 103.55 104.18 0.00 -012 035 670 7.73 200 BB+ WR 271 2.63
TA3MPOM 10 €1000 7.8 27.092010 1356 11029 110.62 -0.07 0.14 -045 470 7.07 75 BBB- BBB A3 332 3.17
MTC 10 $ 400 8.375 14.10.2010 1373 10531 10595 0.22  0.11 007 671 795 202 BB- WR 327 3.16
Beimnernkom 11 $ 300 8.375 22.10.2011 1746 106.70 107.26 0.00 000 0.00 6.71 785 205 4.00 3.87
Cucrema 11 $ 350 8.875 28.01.2011 1479 104.88 10546 019 -024 012 745 846 275 B+ BB- 3.37 3.25
MTC 12 $ 400 8 28.01.2012 1844 104.84 10542 -022 027 -017 685 7.63 219 B+ 413 3.99
lanepes 13 $ 175 10.13 15.05.2013 2317 100.00 101.00 0.00 037  0.00 1012 10.13 546 4.20 4.00
Cesepcrans 14 $ 375 925 19.04.2014 2656 10853 10923 020 000 027 769 852 304 5.43 5.23
Arpoca 14 $ 800 8875 17.11.2014 2868 11599 11649 -013 022 055 626 7.65 160 5.92 5.74
PX[ 30 12600 rub 8.375 30.06.2012 1998  103.25 0.00 - 0.00 000 695 8.11 61 2.26 2.22
PX[ 30 1000rub 11 30.06.2012 1998  101.38 101.75 - 0.00 000 1069 10.85 406 4.49 437
TA3MPOM 12 € 1000 456 09.12.2012 2160 9819 9856 0.02 -032 023 492 464 95 5.28 5.04
"A3MPOM 13-1 $ 1750 9.625 01.03.2013 2242 119.00 11950 -0.34 -0.07 044 588 8.09 123 BBB- BBB A3 476 4.62
A3MPOM 13-2 $ 1222 4505 22.07.2013 2385 96.64 97.66  0.03 018 -127 584 466 118 2.55 2.48
TA3MPOM 13-3 $ 647 5625 22.07.2013 2385  99.72 100.05 -029 -0.10  0.21 575 564 109 2.32 2.26
A3MPOM 15 $ 1000 5.875 01.06.2015 3064 10511 10550 -0.18 -0.07 0.12  5.11 5.59 110 6.68 6.36
EspasxonauHr 15 $ 750 825 10.11.2015 3226 102.62 103.00 -027 -0.07 075 783 804 317 BB BB- 6.38 6.14
"A3IMPOM 20 $ 1250 7.201 01.02.2020 4770 10512 10563 0.00 -042 060 6.61 6.85 195 BBB- BBB A3 854 8.27
TA3MPOM 34 $ 1000 8.625 28.04.2034 9970 128.31 128.73 -020 -047 118 6.41  6.72 167 BBB- BBB A3 1239  12.00

WcTounmkm: REUTERS
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MupoBO# pbiHOK gonra

SAMUTEHTDI

OBbLEM

O6bem, MH.  KyroH,%

EBpooGnuraummn domHaHCOBOro cekTopa

Pycc. Crang 07
Metpokommepu, 07
Pycc. Ctang 07
Mmnekcbark 07
Anbdabark 07
Pycc. Ctang 07
HOMOC 07
MBI Hukown
Pycc. Ctang 07
PocbaHk, 07
BTB 07
MocHap6aHk 07
MBPP 08

Pycc. Ctang 08
CubakagembaHk 08
AnbcabaHk 08
PocBP 08

AK BAPC 08
[asanpombaHk 08
BTG 08
®uHaHcbaHk 08
Poc6aHk, 09
MocHap6aHk 08
XKB BaHk 08-1
XKB BaHk 08-2

PeneccaHc Kanutan 0€

MeTtpokommepu, 09
Abcontot 09
CwnbakagembaHk 09
BuH6aHk 09

BaHk Mockebl, 09
MpomcesAsbbaHk 10
Pycc. Ctang 10
BaHk Mockebl, 10
Poccenbxo36aHk 11
Pycc. Crang 11
[asnpombaHk 11
BTB 11

BaHk Mocksbl 13
Cb6epbaHk 13
Poccenbxo3baHk 13
[a3npombaHk 15
BTB 15

Cb6epbaHk 15
MpomcTponbank 15
BaHk Mocksbl 15
Anbdabark 15
Pycc. CtaHg 15
BTB 35

$

PR PARPAANANDDARPLAANLDNANPRPARARNNANDPAARPALANADADPAPAANLNLD
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200
120
300

6.72
9
8.75
9
7.75
7.8
9.125
9
8.75
7.625
8.276
7.16
8.625
8.125
9.75
7.75
6.5
8
7.25
6.875
7.9
9.75
4.375
9.125
8.625

NOrALULEHUE LEHA
Helt 10

lMoraweHune I'llf:’aLLIeHMﬂ Mokyrka Mpogaxa
08.02.2007 29 99.98 100.25
09.02.2007 30 100.13 100.30
14.04.2007 94 100.26 100.65
29.06.2007 170 100.69 100.98
09.02.2007 30 100.00 100.25
28.09.2007 261 100.17 100.62
13.02.2007 34 100.13 100.53
19.03.2007 68 100.38 100.70
14.04.2007 94 100.26  100.65
09.07.2007 180 100.54 100.80
30.07.2007 201 101.30 101.65
05.10.2007 268 101.00 101.08
03.03.2008 418 101.16  101.50
21.04.2008 467 100.29 100.87
19.05.2008 495 102.63 103.04
02.07.2008 539 100.81 101.38
11.08.2008 579 100.96 101.15
27.10.2008 656 99.92 100.42
30.10.2008 659 102.22 102.66
11.12.2008 701 102.00 102.45
12.12.2008 702 101.30 101.80
24.09.2009 988 104.14 104.71
30.06.2008 537 97.94  98.08
04.02.2008 390 101.00 101.25
30.06.2008 537 100.46 101.06
31.10.2008 660 100.00 0.00
23.03.2009 803 99.75 100.25
07.04.2009 818 99.36  100.86
12.05.2009 853 101.82 102.28
18.05.2009 859 99.80 100.55
28.09.2009 992 104.96 105.47
04.10.2010 1363  102.13 102.62
07.10.2010 1366 96.94 97.55
26.11.2010 1416  104.41 104.94
29.11.2010 1419 103.25 103.63
05.05.2011 1576 99.62 100.35
15.06.2011 1617  105.63  0.00
12.10.2011 1736  106.71 107.24
13.05.2013 2315 105.25 105.88
15.05.2013 2317  103.19 103.73
16.05.2013 2318  105.98 106.50
23.09.2015 3178 99.99 100.62
04.02.2015 2947  102.05 102.65
11.02.2015 2954 101.33 101.83
29.09.2015 3184  100.27 100.77
25.11.2015 3241 103.72 104.26
09.12.2015 3255 102.11 102.85
16.12.2015 3262 99.21  99.88
30.06.2035 10398 = 102.00 102.71

U3MEHEHMUE, %
AeHb Hepgeno mecay
0.00 0.10 0.10
-0.08 0.07 -0.28
-0.05 0.10 -0.03
0.00 -0.03  -0.82
0.00 -0.05  -0.09
-0.22 0.34 0.10
-0.08 -0.03 -0.14
-0.11 0.02 -0.16
-0.05 0.10 -0.03
-0.01 -0.02  -0.07
0.00 0.04 -0.29
0.00 0.31 -0.32
-0.05 0.14 0.29
0.18 0.33 0.28
-0.01 0.21 0.33
0.11 0.12 0.04
-0.02 0.15 0.10
0.00 0.02 0.08
0.08 0.06 -0.09
0.04 0.08 -0.16
0.50 0.25 -0.03
-0.47 0.18 -0.16
-0.33 0.89 -0.59
0.04 0.24 -0.04
0.08 0.29 0.16
0.00 0.00 2.05
-0.23 0.68 -0.43
-0.03 0.13 0.31
-0.05 0.14 0.29
0.00 -0.02  -0.18
0.15 0.42 0.06
0.01 0.63 0.66
0.00 -0.05  -0.09
-0.12 0.53 0.43
-0.07 0.38 0.25
-0.32 0.10 0.99
0.22 0.03 -0.06
-0.08 0.12 -0.34
-0.01 1.12 1.37
-0.15 0.01 0.42
0.04 0.41 0.02
-0.16 0.05 0.00
0.02 0.32 1.37
0.17 -0.18 0.18
-0.08 0.23 -0.22
-0.07 0.49 0.72
0.25 0.54 0.45
0.01 0.34 0.58
-0.19 0.18 0.40

[OXOOHOCTb,%
K noratw. Tekywasn Crpoa k
benchmark

6.80 6.72 181
6.99 8.99 227
7.55 8.73 255
7.44 8.94 235
6.43 7.75 167
7.52 7.79 242
7.33 9.11 236
6.74 8.97 179
7.55 8.73 255
6.49 7.58 185
5.88 8.17 23
5.83 7.09 39
7.53 8.53 242
7.87 8.10 309
7.65 9.50 286
7.16 7.69 236
5.85 6.44 105
8.04 8.01 325
5.92 7.09 114
5.75 6.74 96
7.16 7.80 236
7.34 9.36 262
5.86 4.47 107
8.10 9.03 297
8.28 8.59 350
7.99 8.00 340
8.12 8.02 333
9.06 8.81 427
8.12 8.84 333
9.59 9.52 480
5.99 7.62 129
7.82 8.32 313
8.47 7.74 377
6.08 7.06 138
5.92 6.66 122
8.73 8.66 407
6.47 7.55 172
5.86 7.03 120
6.31 6.97 166
5.87 6.28 121
6.03 6.77 137
6.50 6.50 184
5.58 6.19 87
0.00 6.15

6.11 6.18 142
6.40 7.23 169
7.98 8.45 333
9.12 8.95 446
6.10 6.13 136

ExeaHeBHbIN 00630p AONTOBbLIX PbIHKOB

PEATUHI

S&P

BBB-

B+

BBB+
BB-

BBB+

B+

BBB

BBB
BBB

BBB+

BBB+
BBB+

10 anBapsa 2007 r.

B+
B+
B+
NR
B+

B+
B+

BBB+

BBB+

BB+
BBB+

B+

B

BB+
BBB+

AOOPALIUA
Moody’s Fitch [iop. net.  Moga. aop

0.07 0.07
0.08 0.08
0.26 0.25
0.46 0.45
0.08 0.08
0.69 0.67
0.09 0.09
0.19 0.18
0.26 0.25
0.49 0.48
2.45

0.69 0.67
1.08 1.04
1.22 117
1.29 1.24
1.42 1.37
1.49 1.45
1.68 1.62
1.70 1.65
1.82 1.77
1.81 1.75
1.73 1.70
1.43 1.39
0.99 0.95
1.41 1.35
1.77 1.70
2.01 1.94
2.03 1.95
213 2.05
213 2.04
245 2.38
3.21 3.09
3.26 3.13
3.42 3.32
3.44 3.35
3.64 3.49
3.88 3.64
4.04 3.93
5.16 5.00
5.27 5.12
5.19 5.04
6.65 6.45
2.76 2.69
3.32 3.23
3.41 3.31
3.38 3.26
3.38 3.23
13.77  13.37

Wctounnku: REUTERS
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MupoBoi pbiHOK gonra

OMUTEHTbI

Obvem, MH.

CLN

KopnopatuBHbIN cekTop

Puuuo 07 $
HCMMS3 07

CAHOC 07

AMTEN 07
Kys6accpaspeayronb 0’
CssasHon 07

Cepnbmoint KoHTUHEHT 07
Mwupakc pynn 08
TarcoHabaHk 08
AsTtoBas 08

Pycc CtaHpa Bogka 08
PMK 08

WpkyT 09

CAHOC 09

PBK 09

PAAPRPAAAARPALAARPANL
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125
100
40
175
150
50
90
100
90
250

OBBEM

KynoH, %

OrALIEHUE LEHA

MoraweHue

10.01.2007
22.03.2007
11.04.2007
30.06.2007
13.07.2007
28.07.2007
27.09.2007
27.02.2008
28.02.2008
20.04.2008
06.06.2008
21.12.2008
10.04.2009
28.05.2009
07.06.2009

Nxent no
norateHus

Mokynka Mpopaxa AeHb Hepaeno MecsL K noratw.

0 100.00 100.50  0.00 0.00 0.00 10.78
71 97.25 97.75 0.00 0.00 -2.26 20.75
91 100.38 101.10  0.00 0.00 0.00 7.52
171 98.00 99.00 -0.25 0.00 0.26 13.77
184 99.75 100.31 0.00 0.00 -0.35 9.52
199 100.00 100.50  0.00 -0.50 0.00 10.73
260 99.00 100.00 0.00 0.00 0.00 8.49
413 100.00 100.50  0.00 0.00 0.13 9.58
414 99.75 0.00 0.00 0.00 0.00 9.71
466 100.34 101.27 -0.01 0.03 -0.30 8.20
513 101.38 102.38 - 0.00 0.00 9.1
711 99.75 100.25 -0.25 0.00 0.50 9.39
821 100.00 101.96  0.00 0.00 -0.25 8.24
869 100.50 101.10  0.00 0.00 -0.31 7.71
879 100.13 100.50  0.00 0.00 0.06 9.44

ExeaHeBHbIN 00630p AONTOBbLIX PbIHKOB

Tekywas

W3MEHEHME,% [OXOOHOCTb,%

Cnpag kK
benchmark

10 anBapsa 2007 r.

PEATUHI  QIOPALNS

Fitch

S&P

Moody's [iop. net.  Moga. aop

0.06 0.06
0.25 0.24
0.31 0.31
0.47 0.44
0.48 0.46
0.52 0.49
0.77 0.73
1.06 1.01
1.1 1.05
1.21 1.17
1.61 1.54
1.81 1.73
2.06 1.98
2.26 2.18
2.25 2.15

Uctounnkn: REUTERS
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MupoBoi pbiHOK gonra 10 anBapsa 2007 r.

MHOWKATUBHDbIE CMP3bl REUTERS
Fopbl  AAA  AA+ AA AA- A+ A A- BBB+ BBB  BBB- BB+ BB BB- B+ B B-  CCC+

MpoMbiwneHHble NpeanpUATUsS

1 15 20 25 30 35 40 45 50 55 70 100 125 155 185 220 250 765
2 26 31 36 40 45 53 58 65 70 90 130 150 205 220 235 270 840
3 36 41 43 46 50 63 68 75 85 105 145 195 245 250 290 335 865
5 42 47 53 58 62 70 78 86 100 120 185 240 270 285 360 415 885
7 46 51 56 61 66 75 84 91 125 145 210 250 285 305 370 435 895
10 54 70 74 78 82 88 95 112 135 165 225 280 295 315 395 455 940
30 69 85 93 98 104 109 125 154 175 205 245 325 340 355 410 480 1050
TpaHcnopT

20 25 30 35 40 45 55 65 75 95 125 150 175 250 300 350 825
2 30 35 40 50 60 70 75 80 90 105 150 185 225 280 335 400 835
3 45 50 55 65 75 85 95 105 115 125 160 215 275 325 380 435 850
5 55 65 70 82 95 110 120 125 132 153 185 260 310 375 425 470 850
7 72 82 92 104 117 128 143 153 165 190 205 270 330 405 470 510 850
10 88 94 103 118 134 151 171 186 192 220 245 290 350 430 510 550 850
30 106 116 126 141 161 180 195 205 230 245 280 325 385 490 550 625 875
KommyHanbHble ycnyru (utilities)
1 6 7 8 11 14 16 21 32 47 51 240 250 230 265 365 440 530
2 10 11 15 18 23 27 32 49 56 76 312 275 255 310 400 470 600
3 15 20 25 28 35 37 43 52 66 77 295 300 275 415 455 560 705
5 39 44 46 50 57 60 67 87 100 100 227 230 250 325 360 460 660
7 45 52 52 58 65 70 80 96 105 115 170 195 215 250 320 330 445
10 38 47 57 73 76 92 97 108 127 133 210 275 295 300 340 390 470
30 63 73 83 102 107 112 131 147 157 167 225 310 320 330 350 370 570
®DUHAHCOBbIWN CEKTOP

1 33 35 37 45 60 63 80 85 90 160 170 180 275 285 295 350
2 15 35 37 43 73 77 79 93 96 98 180 190 200 295 305 315 360
3 19 36 39 45 76 79 83 94 100 104 190 200 210 305 305 325 370
5 31 50 57 68 81 87 90 104 116 125 220 230 240 330 345 360 435
7 53 71 74 80 90 92 100 121 129 143 240 250 260 365 375 385 485
10 71 84 87 90 110 112 119 142 150 167 260 270 280 390 400 410 540
30 87 102 110 112 128 129 134 163 168 179 310 320 330 440 450 460 580
BaHku

12 24 26 27 45 48 52 64 67 74 185 195 205 265 275 285 450
2 18 32 40 41 50 53 56 74 82 87 195 205 215 275 285 295 460
3 29 33 42 43 54 56 59 82 90 92 205 215 225 285 295 305 470
5 38 46 52 56 63 65 70 90 95 100 215 225 235 315 325 335 495
7 54 62 65 69 7 79 82 119 126 132 235 245 255 355 365 375 505
10 66 75 78 79 91 94 96 139 149 157 255 265 275 395 405 415 515
30 88 97 101 107 117 119 122 168 175 181 275 285 295 445 455 465 545

WcTounukn: REUTERS
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MupoBoi pbiHOK gonra

10 anBapsa 2007 r.

KpuvBble goxogHocTn emerging markets

7.25 .
g o
8
7.00 g[
x
=S
6.75 BRAZIL (BB /Ba2 /BB )
) Lm0 @
6.50 P
°. "
, P )
628 P UKRAINE (BB- /B1 /BB- ) .7 PERU (BB+/Ba3 /BB+)
--------------------------- [ ] e ) e a e === === " UNEXICO (BBB /Baal /BBB )
6.00 b4 J R o) )
575
5.50
525 .’
5.00
475 o
~ 9] o]
4.50
4.25 o US TREASURIES (AAA /Aaa /AAA ) ° MEXICO (BBB /Baa1 /BBB ) o RUSSIA (BBB+ /Baa2 /BBB+)
° TURKEY (BB- /Ba3 /BB- ) ° PERU (BB+ /Ba3 /BB+) ° BRAZIL (BB /Ba2 /BB )
° UKRAINE (BB- /B1/BB- ) ° S. AFRICA (BBB+ /Baa1 /BBB+) ° CHINA (A/A2 /A ) Moga. alopauys
40 === Loa. (CHINA (A /A2 IA )
0.0 1.0 20 3.0 4.0 5.0 6.0 7.0 8.0 9.0 10.0 11.0 12.0 13.0 14.0 15.0
Wctounuk: REUTERS
SMUTEHTDI LEHA N3MEHEHME,% OOXOAOHOCTb,% APALUA PEATUHI
MocnegHssa X
Mo 3akpbITUIO KoTHpOBKa AeHb Hegens mecsL o norawexuns [iopaums S&P Moody's
US10YT=RR 99.70 99.72 -0.03 0.44 -1.94 4.66 7.96 AAA Aaa
US30YT=RR 96.19 96.23 -0.04 1.10 -3.89 4.74 15.95 AAA Aaa
EU2YT=RR 99.64 99.64 -0.06 0.00 -0.03 3.95 1.88 AAA Aaa
EU10YT=RR 97.84 97.84 -0.34 -0.11 -2.19 4.02 8.44 AAA Aaa
BRAGLB27=RR 140.44 140.50 -0.40 0.45 1.08 6.50 10.50 BB Ba2
TRGLB30=RR 1563.25 1563.19 -0.24 -0.16 1.23 7.14 10.64 BB- Ba3
TRGLB10=RR 118.00 118.00 -0.05 -0.11 0.48 5.85 2.93 BB- Ba3
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B+ B3
ARGGLB30=RR 31.69 31.69 -0.20 0.60 3.51 1.54 B+ B3
RUSGLB30=RR 112.88 112.88 -0.11 -0.05 -0.28 5.69 7.33 BBB+ Baa2
RUSGLB10=RR 104.63 104.63 0.00 0.00 -0.24 5.32 1.59 BBB+ Baa2
WcTounnkn: REUTERS
EMBI+ cneag WHOEKC U3MEHEHMUE, %
Cnpag VIsMe:ee::e 3 3HaveHve 3a geHb CN:aC;iJ;a C Havana roga 3a 12 mecsiues
EMBI+ 177 0 407.04 -0.20 -0.06 -0.06 9.44
EMBI+ RUSSIA 102 -4 448.54  -0.03 -0.16 -0.16 4.71
EMBI+ MEXICO 102 -1 349.75  -0.14 0.16 0.16 5.94
EMBI+ TURKEY 214 0 259.17  -0.11 0.21 0.21 6.51
EMBI+ BRAZIL 198 1 580.72  -0.29 0.09 0.09 13.22

© BaHK MockBbl

WcTounukm: J.P. Morgan Chase, REUTERS
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KoHTakTHaa uHdopmayusa 10 anBapsa 2007 r.

HacToswmit LOKyMEHT NPEAOCTaBMNEH UCKITHOYUTENBHO B MOpsAKe MHGOPMaLMK 1 He SBISETCS NPeAnoXeHeM O NPOBEAEHUM onepauuin Ha pbiHKe LEHHbLIX Bymar, 1, B 4acTHOCTH,
npeanoxeHnem o6 MX Nokyrnke unu npoaaxe. HacToswWwmMiA JOKYMEHT COAEPXUT MHPOPMALMIO, NMOMYYEHHYIO U3 UCTOYHUKOB, koTopble BaHk MockBbl paccmaTpuBaeT B kayecTse
nocToBepHbIX. OaHako BaHk MoCKBbI, Ero pyKOBOACTBO M COTPYAHWKM HE MOTYT rapaHTUpoBaTb abCOMOTHBIE TOYHOCTb, MOJTHOTY M JOCTOBEPHOCTL TakoW MHGOPMaLUM 1 He HecyT
OTBETCTBEHHOCTU 3@ BO3MOXHbIE NOTEPU KMUEHTA B CBSI3W C €e UCMnofb3oBaHneM. OUEHKU U MHEHWS, NPeACTaBNeHHbIe B HACTOSALEM JOKyMeHTe, OCHOBaHbl UCKMIOUNTENbHO Ha
3aKIIOYEHNSIX aHanNUTUKOB BaHka B OTHOLIEHUWM aHanmM3MpyeMmblxX LEHHbIX OymMar U 3MUTEHTOB. BosHarpaxaeHue aHanuWTMKOB He CBSI3aHO M He 3aBWCUT OT CoaepaHus
aHanuTMYeckux 0630poB, KOTOPbIE OHU FOTOBSAT, UMW OT CyLLECTBa AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, €ro pykoBOACTBO U COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUS KITMEHTA, OCHOBaHHbIE Ha MHMOPMaLMK, CoAepXallenics B HacTosiLLeM
nokymeHTe. baHk MockBbI, ero pyKOBOACTBO W COTPYAHVKU HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSIMbIMU UMW KOCBEHHLIMU MOTEPSIMU U/WnK yLepBoMm, BO3HUKLIUM B pe3yrbtaTe
MCMOMNb30BaHWs KMMEHTOM MHGOPMALIMM UMK KaKoW-NMGOo ee 4YacTu Npu COBEPLLEHUM ONepaLyii ¢ LeHHbIMU Bymaramu. BaHk MockBbl He GepeT Ha cebsi obsi3aTenbCTBa perynsipHo
06GHOBNATE MHOPMALIMIO, KOTOpasi COAEPXUTCS B HAcCTOSILLEM [JOKYMEHTE WNW WUCMPaBnsTb BO3MOXHble HETOYHOCTU. Cheriku, COBepLUEHHble B MPOLUIOM U YNOMSHYTble B
HacTOALLEM AOKYMEHTE, He BCEraa sIBMSOTCA UHAWKATUBHLIMU ANs OnNpeAeneHns pe3ynbTaToB GyayLmx caenok. Ha CTOMMOCTb, LIEHY MU BENMYMHY oX04a MO LEHHLIM Bymaram
MMM NPOU3BOAHBIM WHCTPYMEHTaM, YMOMSHYTbIM B HacTosilleM [OKYMEHTe, MOryT oka3blBaTb HebGnaronpusiTHoe BosaedcTBue KonebaHWsi OOMEHHbIX KypcOB BantoT.
WHBeCTUpOBaHUE B POCCUICKME LieHHble Bymary HeceT 3HauMTElbHbIA PUCK, B CBA3M C YEM KITMEHTY HEOBXOOMMO NPOBOAUTL COGCTBEHHbLIN aHanW3 pbiHKa W UCCNeaoBaHWUe
HafEeXHOCTU POCCUNCKUX AMUTEHTOB /10 COBEPLUEHMS CAEMOK.

HacTosiumin JOKyMeHT He MoXeT BbiTb BOCNPOU3BEAEH, MOSHOCTLIO UMM YaCTUYHO, C HETO HEeMb3si AenaTb KoMK, BbIAEPXKMA U3 HEro He MOryT UCMONb30BaThCs AN Kakux-nméo
ny6nukauuin 6e3 npenBapuUTEnbHOrO NMCbMEHHOro pa3spelueHunst Bavka Mocksbl. BaHk MockBbl He HECeT OTBETCTBEHHOCTV 3@ HECAHKLUMOHWPOBaHHbIE AENCTBUSI TPETbUX MWL,
CBS3aHHbIE C PACMPOCTPAHEHNEM HACTOSILLEro JOKYMEHTa unu no6oi ero vacTy.

KoHTakTHasi uHcpopmauus www.mmbank.ru +7 (495) 105-8000 +7 (495) 624-0080
e-mail BH, TEN

AHATIUTUYECKUI OEMNAPTAMEHT
[lnpekTop AenapTameHTa Tpemacos Kvupunn Tremasov_KV@mmbank.ru 45-92

YOPABJIEHVE AHAJIV3A PbIHKA AKLINIA

HavanbHuk ynpaenexus BeneHees Bnagumup Vedeneev_VY@mmbank.ru 28-17
CrapLuuii aHanuTuk CksopLioB AmuTpui Skvortsov_DV@mmbank.ru 28-32
CrapLimii aHanuTuk JlamuH Muxaunn Lyamin_MY@mmbank.ru 28-44
AHanuTmk Becenosa Onbra Veselova_OV@mmbank.ru 28-92

Otaen aHanvsa A0NroBbIX PbIHKOB

HavanbHuk otaena depopos Erop Fedorov_EY@mmbank.ru 42-33
AHanutuk KoBanesa Hatanbsa Kovaleva_NY@mmbank.ru 17-51
AHanutuk YynpblHa TaTbsiHa Chupryna_TV@mmbank.ru 42-81

© BaHk MockBblI ExeAHeBHbIN 0630p AONTOBbIX PbIHKOB 21/21



